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1 Ilesin ocBOeHMS TUCHMILINHBI (MOTYJIAA)
dbopMupoBaHHE  KOMIUIGKCHBIX W CHCTEMaTH3WPOBAHHBIX  3HAHUH  OCHOB
MIPOTHO3UPOBAHUSI PHCKAa B OM3HECE W BO3MOXKHBIX IMOCIEICTBUN €ro HACTYIUICHHS, a TaKXKe

IIPUBUTHE IIPAKTUYE

CKUX YMEHHI ¥ HaBBIKOB /IS pelIeHUs TPO(EeCCHOHATBHBIX 3a/1a4 B 00J1aCTH

yhpaBieHUs: OM3HEC-PUCKAMHM.

2 MecTo TMCHMIIMHBI (MOYJIs1) B CTPYKTYpe 00pa3oBaTe/ibHOI MPOorpaMmMsl

Jucuunnuna IlporHo3upoBaHue puUCKOB B Ou3HECE BXOAMT B BApUATHBHYKO 4YacTb
y4eOHOTrO0 maHa 00pa3oBaTeNbHON IPOTPAMMBI.

Jns usyu
chopMupOBaHHBIC B

€HUS  JUCUUIUIMHBI ~ HEOOXOJuMMbl  3HaHMsSI  (YMEHHUS,  BIJIAJICHUS),
pe3yapTaTe U3y4eHUs AUCUUIIINH/ TPaKTHK:

MaxkposkoHOMUKA (ITPOJABUHYTHIN YPOBEHB)
Pucku nmpeanprHUMAaTenbCKou 1eATeIbHOCTH

Puckonorus

TeopeTnueckue n METOOJIOTUYECKHE OCHOBBI OM3HECA

VHHOBaIIMOHHBIE TEXHOJIOTUHU B OU3HECEe

®uHaHChl B OU3HECe (MPOIBUHYTHIN YPOBEHb)

OUHAHCOBBII MEHEIKMEHT U KOPIIOPAaTUBHBIE (PMHAHCHI (ITPOJBUHYTHIM YPOBEHB)
KopnoparuBHas 3xk0HOMUKaA

duHaHCOBbBI
dunaucer u

€ PBIHKH, aITOPUTMUYECKUHN TPEUIUHT U OPTQENbHOE YIpaBiIeHUE
KpeauT (IpOABUHYTHIA YPOBEHbB)

Hctopus u MeT010JI0THS SKOHOMUYECKOM HAYKH.
3HaHus (YMEHHUS, BJIQJICHUS), TIOTYYECHHbIE TIPU U3YyYEHUH JaHHOUW JAUCUHUILIINHBI OyIyT

HEO0OXOIUMBI IS U3

YYCHUSI AUCITUTUTH/TIPAKTHK:

[ToaroroBka K 3amuTe 1 3alUTa BBITYCKHONW KBATHU(DUKAITMOHHON PabOThI

[ToaroroBka k caue u caava rocyaapCTBEHHOTO SK3aMeHa

[IpousBoicTBEHHAS - IPEAAUTIIOMHAS TIPAKTHKA

[IpousBoiIcTBEHHAS - TIPAKTUKA IO MOJIYYEHHUIO MPOGECCHOHANBHBIX YMEHUNW U OIbITa

3 Komnerenuuu odyuyarierocsi, opMupyembie B pe3yJibTaTe 0CBOCHUS

JUCHHUILINH

bl (MOIYJISI) M IJIAHUPYEMbIe pPe3yJbTaThl 00yUeHUus

B pesynbrare ocBoeHus AuCUUIIIMHBI (MoTyis1) «IIporHo3upoBanre puckoB B OU3HECE)
oOyuarouuiics 1okeH 001a1aTh CASAYIOIMMI KOMIETECHITUSIMHU:

CtpyKTypHBII
JIEMEHT

[Tnanupyemsble pe3ysbTaTbl 00y4eHHsI

KOMIICTCHIIMH

IIK-3 cnoco0HOCTHI0 NMPOBOJAMTH CAMOCTOSITEJIbHbIE HCCJIE0BAHHS B COOTBETCTBHH C

pa3padoTaHHoii p

orpaMmmoit

3HaTh

- OCHOBHBIC OIPCACICHUA W IIOHATHA, CBA3AHHBIC C paspa60TK0171
IIporpaMmsl UCCIICAOBAHUS;

- OCHOBHBIC MCTO b1 HCCHCHOB&HHﬁ, HCIIOJIB3YEMBIX B 9KOHOMHKE;

- OCHOBHBIE MCETOAbI U TIIpaBHJIa IIPOBCACHUA CaMOCTOATCIBbHBIX

UCCIIeIOBaHHUM B COOTBETCTBUH € pa3pabOTaHHON POrpaMMoii;




YmMmetrs

- BBIICJISITH OCHOBHBIC 3TaIlbl UCCIICIOBAHMUS,
- pacnio3HaBaTh 3(pdeKkTrBHOE pemieHne oT HeAPPEKTUBHOTO B MPOIECCEe
CaMOCTOSITEILHOTO MCCIICIOBAHHUS;

- OOBSCHSATH (BBIABISATH M CTPOUTH) TUIIHMYHBIC MOJCIU SKOHOMHUCCKUX
MIPOLIECCOB U SIBJICHHIA;

- NPHUMEHATH IMOJYYCHHBbIC 3HAHHWS B MPO(PECCHOHATBHOMN ICATEIHHOCTH;
UCII0JIb30BaTh MX HAa MEKIUCIUIUTMHAPHOM YPOBHE;

- KOPPEKTHO BBIp@KaTh W apryMEHTHPOBAHO OOOCHOBBIBATH IMOJIOKCHHS
PEeIMETHOM 00JIaCTH 3HAHMUS;




- IPAKTUYECKUMHU HaBbIKaMU UCIOJIb30BaHUs 3JIEMEHTOB
CaMOCTOSITEJIBHOTO UCCIIEIOBAHUS HA APYTUX JAUCLUILIMHAX, HA 3aHATUSX B
ayJIUTOPUU U HA [IPAKTHKE;

- cnoco0aMu AEMOHCTPALMK YMEHUS aHAJIM3UPOBATh CUTYALIMIO B IIPOLECCE
CaMOCTOSITEJIBHOTO MCCIIE0BAHNS;

- METOJaMHU IIPOBE/ICHUS CAMOCTOSITEILHOTO MCCIIEI0BAHUS;

- HaBbIKAMM M METOJAMKAMH O00OOIIEHHs PE3yabTaTOB IPUHSATOTO B XOJE
CaMOCTOSITEJIBHOTO ~ HCCJEIOBAaHUS  PEIIEHUs,  SKCIEPUMEHTAJIbHOU
JeSITENIbHOCTH;

- cnocob6aMM OIEHUBAHUS 3HAYUMOCTU U MPAKTHUYECKOW MPHUTOJAHOCTH
MOJIyYE€HHBIX Pe3y/IbTaTOB CAMOCTOSTEIHHOIO UCCIIEA0BAHMS;

- BO3MOJKHOCTBIO MEXIUCIUIUIMHAPHOTO MPHUMEHEHUS pe3yJbTaToB
CaMOCTOSITEJIBHOTO MCCIIEI0BAHNUS;

- mpo(eccOHaTBHBIM S3BIKOM MPEAMETHOM 00IaCTH 3HAHUS;

- criocob6aMM COBEPIIEHCTBOBAHUS NMPOPECCHOHAIBHBIX 3HAHUM M yMEHUU
MyTE€M HCII0JIb30BaHUS BO3MOKHOCTEN HHPOPMAIIMOHHOM CpEJIbl;

Bnazets

IIK-5 cnoco0HOCTBIO CaAMOCTOSITEJIBHO  OCYLUECTBJATH INOATOTOBKY 3aJaHMil H
pa3padaTbiBaTh NpPOEKTHbIEe pelleHHsT ¢ y4eToM (pakTopa HeomnpeaeeHHOCTH,
pa3paﬁaTblBaTb COOTBETCTBYIOIIIME METOAUYECCKHUE U HOPDMATUBHBIC TOKYMECHTDBI, 4 TAKKE
NpeVIOKeHUs U MEPONIPUATHS 10 pPean3aluy pa3padoTaHHBIX IPOEKTOB M NIPOrpaMm

— METOJOJIOTHIO Pa3palOTKHU MPOCKTHBIX PEIICHHH ¢ ydeToM (akTopa

3HaTh

HEOIPEACIICHHOCTH U PUCKa;

— CaMOCTOSITEIbHO TOTOBHUTH 3aJjaHusl, pa3pabaThiBaTh MPOEKTHHIE PEIICHUS
VMeTE Y MEXaHM3MBI X peaTn3aliy, METOJMIYECKUE U HOPMATHUBHBIC JOKYMECHTHI

peanu3anuu  pa3pabOTaHHBIX OW3HEC-TIPOCKTOB C y4eToM (akTopa
HEOTIPE/ICIICHHOCTH U PHUCKA;

- HaBBIKaMHU pPa3pabOTKH METOJUYECKUX W HOPMATHUBHBIX JOKYMEHTOB, a
Brnanets TaKXKe TMPEIUIOKCHUH W MEPOINPUATUH IO pealn3aluu pa3padoTaHHBIX
OM3HEC-TIPOCKTOB

IIK-6 cnocoOHOCTHIO oOUEeHMBATH JI(PPEeKTUBHOCTL TMPOEKTOB ¢ Yy4deToM (akropa
HeoIlpeaeIeHHOCTH

- BUJbl HCOIMPCACICHHOCTH U PUCKA IIPpH OLCHKE 3(1)(1)6KTI/IBHOCTI/I ousHec -
IIPOCKTA,

3uath - METOAMKY Yyd4yeTa HEONPEACICHHOCTH M pHUCKAa TIpU  OICHKE
3¢ dexTuBHOCTH OU3HEC-TIPOEKTOB;
- oueHuBath 3(G(HEKTUBHOCTh OHU3HEC-TIPOCKTOB C y4eToM (akTopa
VMeTs HEOIPEIICICHHOCTH W PHUCKa, BBIOMPATh M HCIOJBL30BaTh KPUTECPHU
b dekTuBHOCTH  OW3HEC-TIPOEKTOB B  MPAKTHUYECKOHW  JIEATeIbHOCTH
SKOHOMHYECKUX areHTOB;
- HaBBIKAMU HUJCHTHUPUKAUU (HAKTOPOB HEOMPEIEIEHHOCTH U PHCKOB
Brasers OU3HEC-TIPOEKTa;

- HaBBIKAMHU pacueTa Mokasaresneil 3(PQPEeKTHBHOCTH OU3HECTIPOEKTOB C
y4eToM (paKTOpPOB PUCKA U HEOTPEAETIEHHOCTH




4. CTpyKTypa, 00b€M U coep:KaHue T CHUIIJIMHBI (MOYJIs1)
OO0mast TpyI0eMKOCTh AMCIUIUIMHBI COCTaBisieT 3 3aueTHbhIX eauaui 108 akaa. dacos, B TOM

YHUCIIC:

— KoHTakTHas pabora — 10,1 akaz. gacos:

— aynutopHas — 10 aka. 9acos;
—BHeayauropras — 0,1 akaz. gacoB

— camocTosTenbHast padota — 94 akaj. 4acos;
— IMOATOTOBKA K 3auéTy — 3,9 akan. yaca

dopma aTTecTanuy - 3a4eT

AynuropHast g s
KOHTaKTHas paboTta E = dopma TeKyILEero
S B
B aKaj. 4acax 3] 1201 KOHTPOJIS
Pa3nen/ Tema g, (B axaz. yacax) E B . e Kon
5 3 S| caMocTosATeNnbHOW |  yCTIeBAaEMOCTH U
JIACIUTUTAHBI R E = . | KoMIeTeHIH
o & paboThI POMEKYTOUHON
na6. | mpakt. | € 8
Tlek. - | MPAKT. | = o aTTeCcTalMK
3aH. | 3aH. | &
1.
11 INonsrtue
IIPOTHO3UPOBAHUSL  PUCKA
KaK Ba)KHEWIIEeH (QYHKIMA
YIpPaBIE€HUS PUCKOM B
COBPEMEHHBIX ousHec- CamocrosiTensHOe
CTPYKTYpax u ero usyuenue yueoHoii| CobecenoBanue,
B3aMMOCBS3b c U HAy4IHOH TECTUPOBaHMUE,
IK-3, T1K-5,
mporeccamMu  KoHTpois.| 2 |2/0,5 U 1/0,51 | 26 JIUTEPaTypBhl. IIpoBepKa K-6
[Iporao3upoBanue Kak BeinonHeHne WHIUBUAYAJIbHBIX
HETOYHAas HayKa. AQHAJIMTHYECKUX 3aJaHU
ITpoGnembt 3a/IaHUH
HCTIONb30BaHUS
JIeTaTN3UPOBAHHOM
HHPOPMALTUH
(OTYETHOCTH) W BHJCHHE
Hroro 1o pasmeny 2/0,51 1/0,51 | 26
2.
2.1  Merogonorust ®
METObI POTHO3UPOBAHUS
B COBPEMCHHBIX OHW3HEC-
c Typax. Ponp
TPYKTYP CamocTosiTensHoe
MapKETHHTOBBIX -
N U3yUYCHHE YUCOHO
HCCIEeIOBaHUM u L HAVHO CobecenoBanue,
(DMHAHCOBBIX MPOTHO30B B e TECTUPOBaHNE,
BBIOOpE METOIMKH JUTCPATYPEI. MpOBEpKa
Brimonaenue POBEp [1K-3, TIK-5,
MIPOTHO3MPOBAHHUSL. 2 |2/0,51 2/0,51| 30 WH/IMBUYaJIbHbBIX
AHAJIMTHYECKUX . I1K-6
UccnenoBanue S 3aJIaHMM, 3aIIKuTa
9KCIIEPTHBIX METOZI0B ’ KOHTPOJIbHOU
Brimonuenue
MIPOTHO3MPOBAHUS  PHCKA. o paboter Ne 1
N KOHTPOJIBHON
Henbhuiickuit METO/,.
padotst Ne 1
Amnmapart TEOpuu
HEYETKUX MHOXKECTB Kak
METOJOIOTHYeCKasi OCHOBA
MIPOrHO3UPOBAHUS
Hrtoro no paszeny 2/0,51 2/0,51| 30

3.




3.1 PI/ICK-MCHGH)KMGHT KakK

cucTemMa yIIpaBICHUS
pUCKOM B Om3Hece W

MOJICHCTEMA CamocrosTenpHoe

MIPOrHO3MPOBAHUST PUCKOB. n3ydenne yuaeOHoi| CobecenoBaHue,

[TnanupoBanwe Y HAYYHOU TECTUPOBAHUE,

. IK-3, I1K-5,
MEPONPUATUIL 1o 2/11 /11 | 38 JuTepa- Typbl. IpOBEpKa K-6
VIPABJICHUIO DPUCKOM B Brinonuenue WHJIUBHYa bHBIX
CHCTEME PHCK- AHAJIMTUYCCKUX 3aaHui
MECHE/DKMEHTA. 3aaHui
IpeBeHTHBHBIC u
MOCJIEYIOIINE
MEpPOIIPHUSITHS
HUroro no pazgeny 2/11 1/11 | 38
Wroro no aucuurivae 6/21 421 | 94 3a4eT TIK-3,TTK-

5,ITK-6




5 O0pa3oBaTte/ibHbIE TEXHOJIOTHH

Peanu3anuss KOMIIETEHTHOCTHOTO TMOJAXOJa B IMPOLECCe HW3YUCHHS JTUCIMILIHHBI
«[IporanoszupoBanue puckoB B OM3HECEe» IPeyCMaTPUBACT IPUMEHEHHE JUTS IIPOBEICHHS:

— JIEKLIMOHHBIX 3aHATUM, NpeanoJiaralolliux Hapsay C CcooOUIeHHEM y4eOHOMU
uHbopmanuu  (GOPMHPOBAHME 3aMHTEPECOBAHHOCTH OOYYAIOUIMXCS HM3y4aeMOH TEMOW,
yOexeHne B HEOOXOAMMOCTH TJIyOOKOTO OCBOGHHS MaTepuana, HOOYXKICHHEe K
CaMOCTOSITEIILHOMY TTOUCKY U aKTUBHOM MBICIUTEIILHON JIEITEIHHOCTH, TOMOIIb B COBEPIICHUHU
nepexofa OT TEOPETUYECKOTO YPOBHS K MPHUKIAAHBIM 3HAHHUSAM, - TPaTUIHOHHBIX
00pa3oBaTeNbHBIX TEXHOJOTUH (MH(POPMAIMOHHAS JIEKIUS), TEXHOJOTHA MPOOIEMHOTO
oOyueHus (mpobsieMHasi JeKIUs), UHTEPAKTUBHBIX TEXHOJIOTUN (JIEKIUS—TIPOBOKALIMS, JIEKIIUs-
Oecema,  JIEKIUA-AUCKyCCHs), HMH(OPMAIMOHHO-KOMMYHHKAIIMOHHBIX  00pa30BaTENbHBIX
TEXHOJIOTUH (JeKIUA-BU3yaTU3aL1s);

— MPAaKTUYECKUX 3aHSATHHA, OPUEHTHUPOBAHHBIX Ha 3aKPEIUICHHE IOJyYEHHBIX 3HAHHMA,
(dbopmMupoBaHHe YMEHHS MPUMEHATh MX HA NMPAKTUKE, COBEPIICHCTBOBAHUE YMEHHs paboTaTh C
uHpopmanuend, aHamu3upoBaTh, 0000IIaTh, NPUHMMATh W OOOCHOBBIBaTH  pEIICHUS,
apryMEHTHPOBAHO 3allHIIATh COOCTBEHHBIC B3TJISABI B AMCKYCCHH, B3aMMOJICHCTBOBATH C
JIPYTUMHE YICHAMH TPYIITBI B IPOIecce pa3pemieHus] KOHPIUKTHBIX CUTYAIHid, - TPaJAUITHOHHBIX
00pa3oBaTeNbHBIX TEXHOJOTHH (cemMuHap — Oecema, MPAKTUUECKOE 3aHSATHE, TOCBSIIEHHOE
OCBOCHHMIO KOHKPETHBIX YMEHHH WM HAaBHIKOB TI0 TIPEIOKEHHOMY QITOPUTMY), TEXHOJIOTHI
npobseMHoro oOydeHusi (MPaKTUUECKOE 3aHSATHE Ha OCHOBE KeHC-MEeTo/a), TEeXHOJIOTHI
MIPOEKTHOTO 00y4eHUs (MHPOPMAIIMOHHBIM MPOEKT), MHTEPAKTUBHBIX TEXHOJOTUH (ceMUHap-
IMCKYCCHSA), HMH(GOPMAIIMOHHO-KOMMYHUKAIIMOHHBIX 00pa30BaTeNIbHBIX TEXHOJIOTUH
(mpakTudeckoe 3aHsATHE B (popMe Mpe3eHTAINH ).

CamocrostenbHas paboTa oOydaromuxcs MpeIycMaTpUBaeT UCIOJIb30BaHHE OCHOBHBIX
TUIAKTHYCCKUX MaTepUaioB, pa3MeNIeHHBIX Ha oOpa3zoBaTenbHoM nioptaie PI'bOY BO «MI'TY
um. I'.1. Hocosax http://newlms.magtu.ru.

6 YueOHO-MeToquYecKOe o0ecnedeHue CaMOCTOATEIbHOIH PadoThl 00yYAKOIIHXCSI
[Ipencrasneno B mpuiioxxenuu 1.

7 OueHoYHbIE CPeICTBA /1JIs1 IPOBeIeHNsI IPOMeKYTOUHOI aTTecTaluu
[IpencraBieHbl B MPUITOKCHUH 2.

8 YueOHo-MeTOqUYecKOe M HHPOPMAIMOHHOE 00ecnevyeHHe AU CIUTIIHHBI (MOYJIs1)

a) OcHoBHas JUTEpaTypa:

1. TIpoexTupoBaHUE CHCTEM YIPABICHUS] PUCKAMU XO3SHCTBYIOUIUX CYOBEKTOB : yueo.
nocobue / B.U. Asauiickuii, B.M. be3nenexnsix, A.B. Jaganko, B.B. 3emckos, H.I'. CunsiBckuii
; mox obmi. pen. A.B. Jlamanko. - MockBa : UH®PA-M, 2019. - 203 c. + Jlon. Marepuaibl
[DnexkrponHblii pecypc; Pexxum moctyma http://new.znanium.com]. - (Beiciiee obpa3oBaHue:
Maructparypa). - www.dx.doi.org/10.12737/23556. - ISBN 978-5-16-012236-6. - Tekcr :
anekTponubiid. - URL: https://znanium.com/read?id=340539 (mara obpamienus: 01.09.2020). —
Pexxum noctyma: mo moamnucke.

2. PaxoBckas, A. H. Puck-MeHeIKMEHT - OCHOBa yCTOMYMBOCTH Ou3Heca : ydeOHOe
nocobue / A. H. PsixoBckas, O. I'. KprokoBa, M. O. Ky3uenosa ; nox pen. O. I'. KprokoBoii. -
Mocksa @ Maructp : UHOPA-M, 2019. - 256 c. - ISBN 978-5-9776-0487-1. - Texkcrt :
anektponHbd. - URL: https://znanium.com/read?id=339596 (nara oOpamenus: 01.09.2020). —
Pexxum noctyma: mo moamnucke

0) lonostHuTEIBHAS TUTEPATypa:

1. 3omoryxuna, E. B. MogenupoBanue OusHec-miporieccoB : KoHcmekr mnexiuit /
3onoryxuna E.b., Kpacaukosa C.A., Bumnus A.C. - Mocksa :KYPC, HUL] UHOPA-M, 2017. -
79 c.ISBN 978-5-906818-12-6. - Tekcrt : anexkTpoHHbIH. - URL:


https://znanium.com/read?id=340539
https://znanium.com/read?id=339596

https://znanium.com/read?id=247353 (mata obpamenus: 01.09.2020). — Pexxum nocryma: 1o
TIOJIITUCKE.

2. Jlaneirus, [1. FO. BusHec-1utan: ctpaTerus U TakTHKA pa3BUTHs Komranuu / Jlaneirun
J.YO., Jlanbirua FO.H. - Mocksa :HUIl MTH®PA-M, 2016. - 332 c.ISBN 978-5-16-105130-6
(online). - Tekcr : anmekrponssiid. - URL: https://znanium.com/read?id=87660  (mata
obpamienus: 01.09.2020). — Peskxum 10CTyIa: 10 MOITHCKE.

B) MeroauyecKkue yKasaHHs:

1. Botuens, JI. M. Pucku npeanpuHUMaTenbCKOM ACATEIBHOCTH : pakTukyM / JI. M.
Botuens, B. B. Bukynuna ; MI'TY. - Marauroropck : MI'TVY, 2019. - 1 snekTpoH. ONT. JUCK
(CD-ROM). - 3ari. c TUTYJL. JKpaHa. - URL:
https://magtu.informsystema.ru/uploader/fileUpload?name=3810.pdf&show=dcatalogues/1/152
9979/3810.pdf&view=true  (mara oOpamenus: 01.09.2020). - MaxkpooOsbekT. - Tekcr
3EeKTPOHHBIN. - CBeeHus AocTynHbl Takke Ha CD-ROM.

r) [Iporpammuoe o6ecneuenue u UHTepHeT-pecypcebl:

IIporpammHoe o0ecnieuenne

Haumenoanue I10 Ne norosopa CpoOK JIeHCTBYS TULEH3UN
MS Windows 7

. 11-1227-18 oT
Professional( st 08.10.2018 11.10.2021
KJIACCOB)
MS Office 2007 1 135 o7 17.09.2007 GeccpouHo
Professional
7Zip cBO0OOTHO 0eccpoUHO
FAR Manager CcBOOOTHO 0OECCPOYHO

IIpodeccuonanbHble 02361 JaHHBIX U HHPOPMALMOHHbIE CIIPABOYHbIE CHCTEMbI
Hassanue xypca CchlIKa

DIIEKTPOHHAS baza MEPUOINYECKUX
m3nanuii East View Information Services,
HanumonansHas nHpOpMaITMOHHO-
aHalMTH4ecKkas cucreMa — Poccuiickuii|https://elibrary.ru/project risc.asp
nHaekc Hayynoro nuruposanus (PUHIL)
ITouckoBas cucrema Axamgemus Google
(Google Scholar)
HNudopmanmonnas cucrema - EquHoe 0kHO
JoCTyIa K MH(GOPMAIIMOHHEIM pecypcaM
Poccuiickas l'ocynapcrBenHas
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Mexnynapoanas 0a3a  MOJTHOTEKCTOBBIX — JKYpPHAJIOB
Springer Journals
9 MartepuajibHO-TEXHHYECKOE o0ecreyeHne TUCHUILTHHBI (MOTYJIs1)

http://link.springer.com/

MatepuanbHO-TEXHUUYECKOE 00eCIIeYeHNE IUCIUIUINHBI BKJIIOYAET:

YyeOHble ayAUTOPUU [UISI TPOBEACHMS JICKIMOHHBIX 3aHATHN: MYJIbTUMEIUUHbBIC
CpeZACTBa XpaHEHHS, TIepelauu U MPEICTaBICHUS HH(POPMAIIHH.

YyeOHble ayauTOpUHM JUIS TIPOBEACHHS MPAKTUUECKUX 3aHATHM, TPYIIOBBIX U
WHJMBUIYAIbHBIX KOHCYJbTALIMM, TEKYIIEro KOHTPOJS M TMPOMEKYTOYHOM aTTeCTalHH:
MYJIbTUMEAUIHBIE CPEICTBA XpaHEHUs, Mepeadyr U MPEACTABICHHUS HWH(OpPMAIUU; KOMIUIEKC
TECTOBBIX 33JJaHUH JIJIsl IPOBEICHUSI TPOMEKYTOUHBIX M PYOEKHBIX KOHTPOJICH.

[lomemienns is  caMOCTOSITENIBHOM — paboThl  OOydYaroIIMXCS:  MEepCOHAJIbHBIE
kommeioTepsl ¢ makerom MS Office, Beixomom B MHTEpHET M ¢ JOCTYIOM B 3JIEKTPOHHYIO
MH(POPMAITMOHHO-00Pa30BaATEIBHYIO CPELy YHUBEPCHUTETA.

[lomemienns ans  XpaHeHMsT W NPOPUIAKTHUECKOTO OOCIYy)XHMBaHHUS y4eOHOTO
obopynoBaHus: mKapbel UIsI XpaHEHUs y4eOHO-METOJUYECKOW JOKYMEHTAIMH, Y4eOHOTO
000pVIOBaHUS U V4eOHO-HATJISIHBIX TOCOOUH.


http://link.springer.com/

IIpuioxenue 1
YueOHo-MeTOANYECKOE 00eciedyeHHe CAMOCTOATEIbHOM Pad0Thl CTY/ICHTOB

Mo mucummumue IlporHo3upoBaHusi pucka B OH3HECEe NPEAYCMOTPEHA ayIuTOpHAs M
BHEayIMTOPHAsl CaMOCTOsTENbHAs paboTa 00y4aromuxcsl.

AYI[I/ITOpHafl CaMOCTOSTCIIbHAsA pa60Ta CTYACHTOB npeamnojaaracTt BBIIIOJTHECHUEC
AHAJIUTHYCCKUX 3aIIaHPII>i, 06CY)KI[€HI/I€ Hay4YHbBIX MCTOIOB U HpO6JI€M Ha IIPAKTUYCCKUX
3aHATUAX.

1 Tema [loHsTHE NPOTHO3UPOBAHUS PUCKA KaK BayKHEHIIEH (PYHKIIUU yIIpaBJIE€HUS PUCKOM
B COBPEMEHHBIX OHM3HEC-CTPYKTypax M €ro B3auMOCBS3b C TPOLECCAMH KOHTPOJIA.
[IporHo3upoBanue kak HeTo4yHass Hayka. IIpoOneMbl HCHOJB30BaHUS JETATM3MPOBAHHON
nHpopmanuu (OTYETHOCTh) U BUJEHHE dKcIiepToB. [ nOpuHas unpopmanus

Bonpocwt ona oocysyncoenusn (na npakmuueckux 3aHAMUAX).

1 IlporHo3upoBaHue pHUCKa U YNPaBICHUE PUCKOM: HEOINPEAETICHHOCTh KaK HCTOYHHK
pucKa.

2 Ponp pucka B MIPUHATHH pElIEHU B cepe IKOHOMUKH.

3 OCHOBHBIE HAYYHO-TEOPETHUECKHE TPEMTOCHUIKH OIICHKU U YITPABJICHUS PUCKAMH.

4 Puck 1 puCKOBasi CUTyallUs.

5 BapuaHTBl SKOHOMUYECKUX PEIICHU, 0OPEMEHEHHBIX PUCKOM. AJTbTEPHATHBHI.

6 [IpuHIUIBI CUCTEMHOTO aHAJIM3a PUCKA B CIIEKTPE SKOHOMHUYECKUX MPOOIeM.

7 KauecTBEHHBI U KOJIMYECTBEHHBIN aHAJIN3 PUCKA.

8 Mcnonws3oBanue Habopa moka3areseit A1 KOJWYECTBEHHON OIICHKH PHCKA.

Tecmoeuwie 3a0anus.

1 Yem uzmepsieTcst BenuuuHa (CTENEHb) pUCKa:

a) CPEHUM O>KHMJIAEMBIM 3HAUECHUEM;

0) U3MEHUYMBOCTHIO BO3MOYKHOTO PE3yJbTaTa;

B) BEpHBI 00a OTBETA;

2 Yto noHuMaeTcs Moj cucTeMaTH3alueil MHO)KECTBa PUCKOB Ha OCHOBAHUU KaKUX-JINOO
MIPU3HAKOB M KPUTEPHEB, MO3BOJISIONINX OOBEIMHUTH MOJMHOXKECTBA PUCKOB B Ooliee obmiue
TOHSTHS:

a) WIACHTH(UKALIMSI PUCKOB;

0) yrpaBJeHHE pUCKAMU;

B) aHAJIU3 PUCKOB;

I') KJacCU(pUKAIUSI PUCKOB;

3 VkaxxuTe oOIIHif HCTOUHUK PUCKOB:

a) HEOTIPEICIICHHOCTD;

0) prCcKOBas CUTYyallUs;

B) (aKTOPHI PUCKA;

') aMOMBAJICHTHBIN XapaKTep PUCKOB;

4 Vkaxxute HauboJsiee CTpOroe NpeCTaBlIeHNE O PUCKE KaK SBJICHUU:

a) cuTyanus, OOBEKTHBHO COJEp)Kallas BBICOKYIO BEPOSITHOCTh HEBO3MOKHOCTH
JTOCTHKEHHUS 11T ;

0) wHamumuue (HAKTOpPOB, TMPU KOTOPBIX pe3ylbTaThl JCHCTBUI HE  SBISAIOTCA
JETePMUHUPOBAHHBIMH, a CTEIEHb BO3MOJKHOTO BIMSHHUSA 3TUX (AKTOPOB Ha PE3YyIbTAThI
HEU3BECTHA;

B) cueAcTBue JeiicTBus (0e3lelCTBUA), B pE3yiabTaTe YEro CYIIECTBYET peaiabHas
BO3MOYHOCTb TIOJTYYCHHSI HEOTIPEICTICHHBIX PE3YIbTATOB;



I) Kareropusi, OTpaxkarollass BO3MOXXHOCTb  JOCTU)KEHUS WM  IPEBBILLIECHUS
(HEIOCTWIKEHUS,  HEMOJHOIO  JOCTM)KEHMs)  IOCTaBIEHHBIX  LEJIe B YCIOBHSAX
HEOIIPEJEIIEHHOCTH;

1) BEpHBI BCE OTBETHI.

5 Yto noHMMaeTCs MO aHAJIU30M PUCKa:

a) cucreMaTu3alus MHOXKECTBA pPHUCKOB Ha OCHOBAaHMM KakUX-IMOO TPU3HAKOB U
KPUTEPHEB, MO3BOJISIOMNX 00BEANHUTH MTOIMHOXKECTBA PUCKOB B OoJiee 0OIIHe TOHATHS;

0) cucTeMaTHYECKOE HCCIIEIOBAaHUE CTENEHU PUCKA KOHKPETHBIX OOBEKTOB, MPOILIECCOB,
SIBJIEHUM, IPOEKTOB;

B) HAaYyaJIbHBIM 3Tall CUCTEMbl MEPONPUATUN IO YIPABIEHUIO PUCKAMHU, COCTOSIIMNA B
CHUCTEMAaTUYECKOM BBISIBIIEHUN PUCKOB, XapaKTEPHBIX JUIsl ONPENIEICHHOTO BUJIA A€ATEIbHOCTH, U
OTIPEJIENIEHUH UX XapaKTePUCTHK;

') HET IPAaBUJILHOTO OTBETA.

6 Uto moHuMaetcs noj uACHTHUGUKAINEH prcKa:

a) HavaJbHBIA ATall CUCTEMHBIX MEPONPUATUN MO YIPABIECHUIO PUCKOM, OCHOBAHHBIM Ha
CHUCTEMAaTUYECKOM BBISIBIIEHUU PHUCKOB ONPEAEIEHHOTO BU/IA ACATEIbHOCTU U UX XapaKTEPUCTHK;

0) cucreMaTH4YeCKOE€ HAaydyHOE HCCIIEJOBaHHE CTENEHH pPUCKA, KOTOPOMY IOJBEP>KEHbI
KOHKpETHBIE O0OBEKTHI, BUJIbI JESITEILHOCTH U IPOEKTHI;

B) BEpHBI 00a OTBETA.

7 YKaxxuTe BO3MOXKHBIE MMOCIEICTBUS peaanu3aluy pucKa:

a) OTpULIATEIIbHbIE;

0) MOJIOXKUTENbHBIE;

B) KaK MOJIOKUTENbHBIE, TAK U OTPUIIATEIbHBIE;

') HET IPaBUJILHOTO OTBETA.

8 Kak Ha3pIBatOTCS pUCKU, MPAKTUYECKU BCET/Ia HECYIIHNE MOTEPHU:

a) KpUTHYECKHUE;

0) CIIeKyISATHBHBIC;

B) UHCTHIC;

I') aMOMBaJICHTHBIC;

1) THTIOTETUYECKHE;

€) HeT IPaBUJILHOTO OTBETA.

9 Kak Ha3bIBalOTCS PUCKH, KOTOPbIE MOTYT HECTH KaK MOTEPH, TaK U JTOTOJHUTEIIbHBIC
JOXOJIbI:

a) YHUCTHIC;

0) KPUTHYECKHE;

B) CIIEKYJSITUBHEIE;

') OTpaHUYEHHBIE;

1) TOTIYCTUMBbIE;

€) HeT IPaBUJILHOTO OTBETA.

10 Yto moHMMaeTCs MOJ CUCTEMAaTH3alllell MHOKECTBa PUCKOB HAa OCHOBAHUU KaKUX-THO0
MIPU3HAKOB M KPUTEPHUEB, MO3BOJSAIOIINX OOBEIMHUTH MOJMHOXECTBA PUCKOB B Oosiee obuue
MOHATHUS:

a) UIeHTU(UKAIUS PUCKOB;

0) ympaBJieHHe pUCKAMU;

B) aHAJIN3 PUCKOB;

I') Kllaccu(UKaIUs pUCKOB;

11 Ykaxute 00U UCTOYHUK PUCKOB:

a) HEOIPEIEIIEHHOCTb;

0) puCKOBasi CUTYaIus;

B) (hakTOPBI pUCKa;

T') aMOMBAJICHTHBIN XapaKTep PUCKOB;

Ilpakmuueckue 3a0anus.



3amaua Ne 1.
dupMa TPOBOJUT aHAIM3 OTKPBITUS HOBOTO MarasWHa JUIsl pacimupeHus OusHeca. B

cllyyae OTKpBITHS KPYIHOTO MarasMHa TIpd  OJIarONpPHUATHOW  KOHBIOHKTYPE  pbIHKA
nporHo3upyercs npuosTs 600 MiTH. py0. / TOA, MPU HEOIATONPUSATHONW KOHBIOHKTYPE — YOBITOK
400 mutH. py0. / Toa. B citydae OTKpBITHS CpEAHETO Mara3uHa Mpu OJIArONPUATHON KOHBIOHKTYPE
ero mnpuoObUTh TPOTHO3UpYeTcs Ha ypoBHe 300 MuH. pyd. / TON, TIpH HEOIATOMPUATHOM
KOHBIOHKTYpe pbIHKAa — yObITOK 100 MmH. py0. / roa. Bo3MOXHOCTH OnarompusTHON H
HEeOIaronpusSTHON KOHBIOHKTYPHI phIHKA (DUpPMa OLIEHUBAET OJIMHAKOBO.

HccnenoBanus peiHKa skcrieprom oboitnercst pupme B 1 MiaH. py0. CrienuaiucT CYUTAeT,
4TO C BepoATHOCTHhIO 0,6 KOHBIOHKTYpa pbIHKa OKaxkeTcsi OnaronpusitHod. [Ipm stom mnpu
MOJIOKUTETIFHOM 3aKJIFOUEHUH IKCIIEPTa KOHBIOHKTYpA pPhIHKA OKaKeTCs OJaronpusiTHOM JIMIIb C
BeposiTHOCTRIO 0,9. Ilpu ero orpunaTebHOM 3aKIIOUYEHUM KOHBIOHKTYpa pPBIHKA MOXKET
OKa3aThbCs OJIaronpHUsITHON ¢ BeposATHOCTHIO 0,12.

Wcnonb3oBaTh MeTOA AepeBa peIIeHU JUIsl MIPOBEPKU STUX BapUAHTOB IIPOTHO3UPOBAHUS.
Ouenuts puck (uUpMBl B ciydae 3aKa3a JKCIIEPTHOTO HCCIeNoBaHHs pblHKA. OLIEHUT PUCKU
BAPUAHTOB OTKPBITHSA KPYIMHOTO U CpEIHEro Mara3uHa. BBISBUTH CTOMMOCTHYIO OIEHKY
HaWIY4YIlero BapuaHTa perieHusl.

3agaga Ne 2,
dupma paccMaTpuUBaeT MPOTHO3HBIC BAPUAHTHI CTPOUTEIHCTBA HOBOTO 3aBO/IA.

Bapuant A. Kanuranosnoxenus K, = 700 muH. py0. B ycnoBusix cpennero crpoca Ha
HOPOAYKIHUIO POrHO3UpyeTcsa rofosoi poxon D, = 280 muH. pyb. B TeueHHe MOCIEAYIOMHX 5
aet (¢ BeposATHOCTBIO P; = 0,8). B yca0BHsAX HU3KOTO CIpoca Ha MPOAYKLHIO IPOTHO3UPYETCS
exeroaHslid yositok D, = 60 miH. py0. (¢ BepositHOCTBIO P, = 0,2).

Bapuant b. Kanuranosnoxenusa K, = 300 min. py0. B ycioBusx cpensero crmpoca Ha
HOPOAYKIHUIO POrHO3UpyeTcsa rofosoi poxon D, = 180 muH. pyb. B TeueHHe MOCIEAYIOMHX 5
aet (¢ BeposATHOCTBIO P; = 0,8). B yci10BusAX HU3KOI0 CIpoca Ha MPOAYKLHUIO IPOTHO3UPYETCS
exeronHblid yosirok D, = 55 muH. py0. (¢ BepositHocTBIO P, = 0,2).

Bapuant B. OT10XUTh CTPOUTENHCTBO HOBOTO 3aBOJIa HA OJUH rojis g (GopMUpOBaHUS U
00pabOTKH AOMOJHUTENBHON HHPOPMALIHK, KOTOpasi MOXKET UMETh KaK MO3UTUBHBIN Xapakrtep (c
BeposTHOCTHIO (,7), TaK U HETaTUBHBIN XapakTep (¢ BeposTHOCThIO 0,3). B ciydae mo3uTUBHOM
nH(OpPMALIUK MOKHO peanu30BaTh BapuaHThl A U b, mpu 3TOM BEpOSTHOCTH CPETHETO M HU3KOTO
crpoca Ha MPOAYKIHIO COCTaBUT, cooTBeTcTBeHHO, 0,9 u 0,1. Jloxoasl Ha mocneayrome rojaa
MIPOTHO3UPYIOTCS Ha MpeXHEeM YpoBHE. B cimyuyae HeratuBHOUM nHopmanmu gupma oTKaKkeTcs
CTPOUTH 3aBO/I.

OLIeHI/ITB PUCKH CTPOUTCIILCTBA 3aBOA. Bce IIPOTHO3HBIC PACYCThI IIPOU3BCCTU B TCKYIIUX
OeHax, HC IIPUMCHAA MCTOA0B IUCKOHTHUPOBAHMA.

3amaua Ne 3.
lomoBoii cnpoc Ha mpoaykiuio ¢GupMbl coctaBisger D = 1500 uzgenuii, cTOMMOCTB

nonaun 3akaza C, = 2000 py0./3aka3, n3aep>KKH XpaHeHHst ofHOM equHuIbl m3nenust C, = 4500

py0./ron, Bpems goctaBku 6 cytok (I rog = 300 pabGoumx ngHeif). CocTaBUTH NIPOTHO3
ONTUMANBFHOTO pa3Mepa 3aKa3a, W3JEePKEK, YPOBHsS TOBTOPHOTO 3aKa3a HAa OCHOBE MOJENU
yIpaBJIeHUS 3amacamu.

Ilpumepnuie unousudyanvnvie meopueckue 3aoanusn (M/13):

1 IIporHo3upoBaHuWe Kak HETOYHas Hayka, HEOOXOIUMOCTh MPOTHO3HPOBAHUS
pE3yIbTAaTOB M PUCKOB.

2 Pons mpOTHO3MPOBAHUS PUCKA B IPUHSATHHU PEUICHHUH B chpepe IKOHOMUKH.



3 OCHOBHbBIE Hay4YHO-TEOPETUUECKUE MTPEANIOCHIIKHA IIPOTHO3UPOBAHMSI, OLIEHKH U aHaIM3a
PHUCKOB.

4 PuCK 1 pUCKOBAs CUTYaIHsI: BO3MOKHOCTHU H ITPOOIEMBI IIPOTHO3UPOBAHUS.

5 VHHOBalMOHHAsA NEATENBHOCTh KaK MCTOYHUK PHUCKOB, BO3MOYKHOCTH HCIIOJIb30BAHUS
ruOpuHON HHpOpPMAIUH.

6 KnaccudukanuoHHasi cUCTeMa PUCKOB U €€ METOJOJIOTUYECKOe 3HAUCHHE B CHCTEME
IIPOrHO3UPOBAHUSL.

7 MHoOrojeTHue CTaTUCTHYECKUE HAONIOEHUsS Kak OCHOBAa IMPOTHO3UPOBAHMSA MU
pacnpeziesieHusi BEpOSITHOCTH CTPaXOBBIX CIIy4aeB U aKTyapHBIX pacueTOB.

8 AHanu3 M MPOTrHO3UPOBAHUE BAJIOTHBIX PUCKOB INPU MPOBEACHUU BHEIIHETOPIOBHIX U
BAJIIOTHBIX KPEIUTHBIX ONeparuil.

9 AHanu3 M TNPOTHO3UPOBAHHE BAIIOTHBIX PHCKOB IMPU MPOBEICHHM ONepanuil Ha
(OHIOBBIX U BAIIOTHBIX OMpIKax.

10 HebOnarompusiTHass SKOHOMHUYECKAasi KOHBIOHKTYpa M JI€JIOBOM PHUCK: aHAJIU3 H
MIPOrHO3UPOBAHUE.

11 30HBI pucka um OE3pUCKOBBIE 30HBl KAaK KAaYE€CTBEHHbBIE XapaKTEPUCTHUKU CTENEHU
(YpoBHS) puCKa M METOJOJIOTUYECKOE 3HadeHue KpuBoi JlopeHua sl IpOrHO3UpPOBAHUS
PHUCKOB.

2 Tema MeToA0JIOTHS U METO/IBI POTHO3UPOBAHUS B COBPEMEHHBIX OM3HEC-CTPYKTYpax.
Ponep MapkeTHHTOBBIX HCCIeAOBaHUN W (PUHAHCOBBIX MPOTHO30B B BBIOOPE METOIUKH
MpOrHo3upoBaHus.  MccienoBaHue  SKCHEPTHBIX ~ METOJOB — NPOTHO3MPOBAHHS  PHUCKA.
Henbduiickuii MeTos. Amnmapar TEOPUHM HEYETKUX MHOXKECTB KaK METOJIOJIOTHYEcKass OCHOBA
MIPOTHO3UPOBAHNSI HTHHOBALIMOHHBIX PUCKOB.

Bonpocwl ona oocysycoenusa (na npakmuyeckux 3aHAMuUAX).

1 Metoapl TeOpUM UTP U BO3MOKHOCTH UX UCIIOJI30BAHUS B aHAJIM3E PUCKOB.

2 Metoasl fAepeBa pelIEHUN: BO3MOXKHOCTU PA3BUTHUSI MHCTPYMEHTApHsl pPUCK-
MEHEKMEHTA.

3 Mertoapl aHanM3a 4yBCTBUTEIBHOCTH: BO3MOYKHOCTH Pa3BUTUSI MHCTPYMEHTApUs PUCK-
MEHEKMEHTA.

4 Bo3MOKHOCTH METO/Ia aHAJIOTUN B UACHTU(DUKAIINH, OILICHKE U aHAIN3E PUCKOB.

5 Pa3BuTHE HHCTPYMEHTApHS OILICHKU PHCKOB HAa OCHOBE METOJIOB TEOPHH BEPOATHOCTEH U
MaTeMaTH4eCKON CTaTUCTUKH.

6 [enbduiickuii MeToq U He0OXOUMOCTD M0100pa IKCIIEPTOB.

7 BTopuuHble pUCKU KaK (aKTOp HEOIMPEIEICHHOCTH B YIPABIECHUU PUCKOM.

8 [IporHo3upoBaHue pucka Ha OCHOBE TEOPHU HEYETKHX MHOXKECTB.

Tecmoevie 3a0anus.

1 Kakoli M3 mepeuyrcIeHHBIX METO/OB OICHKHM PHUCKa OCHOBAaH Ha pacueTax W aHalH3e
CTaTHCTHYECKHX MOKa3aTeei:

a) BEPOSITHOCTHBIH METOI;

0) MEeTo/ MOCTPOEHHUs JiepeBa pelIeHuil;

B) METOJI CIICHAPUEB;

T') aHaJIMU3 YyBCTBUTEIBHOCTH;

1) y4eT PUCKOB TIPH pacyeTe YUCTOW MPUBEICHHONW CTOMMOCTH JICHE)KHBIX TOTOKOB;

€) UMHUTAIIMOHHOE MOJICIIMPOBAHUE.

2 Kakoif U3 mepeuncIeHHbIX METOJOB OLEHKH PUCKa JaeT MpEACTaBICHHE O Hambolee
KPUTUYECKUX (PaKTOpaxX MHBECTHLIMOHHOTO MPOEKTA!

a) BEPOSITHOCTHBIH METO/I;

0) METOJ] MOCTPOCHUS IepeBa PELICHUIA;



B) METOJ] CLICHAPUEB;

I') aHaJIU3 YyBCTBUTEIbHOCTH;

1) y4€T PUCKOB IIPH pacyeTe YUCTOM MPUBEICHHON CTOMMOCTH JICHEKHBIX TTOTOKOB;

€) UMUTAIMOHHOE MO/JICTUPOBAHHUE.

3 Kakoil w3 mepedrclIeHHBIX METOIO0B OIICHKH PHCKA PEATU3yeTCsl ITyTeM BBEICHHS
MOTIPAaBKH HA PUCK WM ITyTEM y4eTa BEPOSTHOCTH BO3HUKHOBEHUS (PMHAHCOBBIX MTOTOKOB!

a) BEpOSITHOCTHBIM METOT;

0) METOJI IOCTPOEHUS JePEeBa PElICHUN;

B) METOJ] CIICHAPHEB;

') aHaJIU3 YyBCTBUTEIILHOCTH;

1) y4€T PUCKOB IIPH pacyeTe YMUCTOM MPUBEICHHON CTOMMOCTH JICHEKHBIX TIOTOKOB;

€) UMUTAllMOHHOE MOJICJINPOBaHHUE.

4 Kakoi M3 MEpEeYMCICHHBIX METOJIOB OLIEHKH PUCKA UCIOJB3YeTCS B CUTYalMSIX, KOTJa
MPUHUMAEMbIE€ PEIICHUS] CUJIBHO 3aBHUCIT OT NPHUHATBIX pPaHEE M OMNPEACNAIOT CIICHApUU
JaJIbHENIIIET0 pa3BUTHS COOBITHI!

a) BEpOSITHOCTHBIA METOT;

0) METOJI IOCTPOEHUS JIepeBa PeIICHUN;

B) METOJ] CIICHAPHEB;

T') aHAJIU3 YYBCTBUTEIBHOCTH;

1) y9eT PUCKOB TIPH pacyeTe YHUCTOM MPUBEICHHON CTOMMOCTH JICHEKHBIX TIOTOKOB;

€) UMUTAIIMOHHOE MOISTTUPOBAHHE.

5 Kakoii W3 mepeunciIeHHBIX METOJOB OIEHKH pHCKAa TMPEJCTaBIsSET COOOH CepHio
YHUCIIEHHBIX SKCIEPUMEHTOB, MMPU3BAHHBIX MOJYYUTh SMIHUPHUYECKUE OLEHKU CTEIEHU BIUSHUS
pa3nuyYHbIX (PAaKTOPOB HA HEKOTOPBIE 3aBUCAIINE OT HUX PE3YJIbTAThI:

a) BEPOSITHOCTHBIN METOT;

0) METOJT TOCTPOEHUS JIEPEBa PEIICHUA;

B) METOJI CIICHAPHEB;

I') aHaJ13 YyBCTBUTEIILHOCTH;

1) Y4€T PUCKOB IIPU pacyeTe YUCTON MPUBEICHHONW CTOUMOCTH J€HEKHBIX TOTOKOB;

€) UMUTallMOHHOE MOJICIIUPOBAHHUE.

6 Kakum oOpa3om mpu pacuere YUCTON NPUBEICHHONW CTOUMOCTH MOYKHO YYUTHIBATh PUCK:

a) MOCPEJICTBOM KOPPEKTHUPOBKU CTABKU CPaBHEHMS (CTABKU JUCKOHTA);

0) mocpeaCcTBOM KOPPEKTUPOBKHU YHUCTHIX (PMHAHCOBBIX OTOKOB;

B) 00a BapMaHTa BEPHBI.

7 JIIIP pacrosnoxeHo K pUCKy, €Cllu:

a) 0oJiee MpUBIIEKATEIHHBIM SBJISETCS MOTYYEHHUE CPETHETO BBIMTPHIIIIA;

6) umeet GyHKIHIO Hose3HocT U(X)=3Vx ;

B) uMeet QyHkiuto nojiesnoctu U(X) =5X2;

r) umeeT dynkiuro mosesHoctr U(X) =2 + 3X.

8 Ilpu kakoMm ycioBum, umest (ynkiuio mosesnoctd U = U(X) u npuHHMasi ydactue B
notepen L = L(X; p; y), pacrlosioKeHO K PUCKY:

a) U((1 —p)X + py) > (1 — P)UX)+ pU(V);

6) U((1 —p)X + py) = (1 —P)UX)+ pU(Y);

B) U((1 —p)X + py) > (1 — P)UX)+ pU(Y).

9 Ecnu ipemust 3a puck P(X) < 0, To JITTP:

a) CKJIOHHO K PUCKY;

0) He CKIIOHHO K PHCKY;

B) HEHTPAIIBLHO K PHCKY.

10 Ompenenure oTHOmIeHHs K pucky JIIIP, KOTOpble HMEIOT Cleayronme (QyHKIIUH
MOJIC3HOCTH:

a) U(X) = a + Bx, B>0;

0) U(X) = a — Be-Cx, B>0, ¢>0;

B) U(X) = Ig(X + B), x>B;



r) U(X) =x2, x>0.
Ipaxmuueckue 3a0anus.

3amauga Ne 1.
[Tpou3BoauTENb U MOTPEOUTEIH JOTOBOPUIIUCH O CICAYIONIMX CTaHIapTaX MOCTABIIEMOIO
m3nenmsi: AQL = 0,05; LTPD = 0,25; a = 0,15; g = 0,03. Eciiu B BeIOOpKE N = 15 uznenuii

oKakeTcsi OoJiee IBYX M3AEIHA, HE COOTBETCTBYIOIIUX CTaHIApTaM, TO BCS MapTHs Opakyercs.
OueHUTh pUCK HECOOTBETCTBUS IPUBEJCHHON CXEMBbI 3asIBJICHHBIM IIapaMeTpaM.

3azmaya Ne 2.
@OyHKIMSA crmpoca HEKOTOPOTo  ToBapa D(P) =60+4PF, —3P, +0,5Y . Onpenenuts

3IIACTUYHOCTH CIPOCa OT COOCTBEHHOM LEHbI Ipou3BoauTens E,, nepekpecTtHsiil ko3 UIHEHT

3IIACTUYHOCTH crpoca E,, amacTudHOCTB crpoca OT Joxoxaa norpebureneil E, mpu ormyckHOR

nese toBapa P, = 600 py6., meHe ampTepHaTuBHOro ToBapa P, = 500 py6. u noxone
notpebureneir Y = 70000 py6. YcraHOBHTH, Kak BeIET ceOsl CIPOC C POCTOM JIOXOJIOB
noTpeduTenen.

3agaua Ne 3.

[To coctosiHuio Ha KOHeI (PMHAHCOBOIO rojia BHEOOOPOTHBIE AKTHBBI (PUPMBI COCTABUIIU
875 220 800 py6., obopotHbie akTHBBI — 177 604 800 py0., KpaTKOCPOUHBIE 00S3aTEIHCTBA —
103 679 800 py6. OObem mnpomak 3a OTYETHBIA mepuonx coctaBuin 1 437 740 500 pyO.
Onpenenuth K03PPUITUEHT 000paYMBAEMOCTH AKTUBOB U OIICHUTH (DMHAHCOBBIN PUCK (DUPMBI.

3agaua Ne 4.
ITo cocrossHMIO Ha KOHel ()MHAHCOBOTO TOJ@a TPOW3BOJICTBEHHBIC 3armachl (UPMBI

coctaBum 115478 900 py6., oOwbem pedutopckoit 3amomxeHHoctn — 46 383 400 pyo.,
neHexxHass HanmmuHocTh — 1 003 600 py6., kpatkocpounbie oOs3atenbcTBa — 48 055 100 pyo.
O1eHUTh YPOBEHB TEKYILEH JTMKBUTHOCTH U (PUHAHCOBOTO PUCKA (PHPMBIL.

Konumponsnan paboma Ne 1. 1Iporao3 GpuHaHCOBBIX PUCKOB OM3HEC-CTPYKTYPhI

Hcxonnas wHpOpManus Jjis MPOTHO3MPOBAHUS PUCKOB IpEICTaBlieHa B Tadmuie 1 u
XapaKTePU3YIOT COCTOSIHHE aKTHBOB M MACCHBOB OWU3HEC-CTPYKTYPBI 1O COCTOSIHUIO Ha KOHEI
2018 1 2019 rr. (M0 HaHHBIM OYXTaaTePCKONW OTUETHOCTH (UPMBI).

Tabmuua 1 — Vcxonusie faHHBIe IS TIPOTHO3a (PUHAHCOBBIX PUCKOB (DUPMBI 110 COCTOSHUIO Ha KOHEIl
2018 1 2019 rr., MmiH. pyo.

HanmeHnoBanue
ToKasaTenei 2018 2019 2018 2019
BHEOBOPOTHBIE
AKTHUBbBI
1. HemarepuasibHblE aKTUBBI 282 704 171 263
2. OCHOBHBIE CPE/ICTBA 32108 39430 38022 40537
3. HeszaBepieHHOE CTPOUTETHCTBO 221 176 103 83
4. JloxoxHBIE BIIOXEHHUS B MaTepUalIbHbBIE 398 542 102 146
LEHHOCTH
5. Jlonrocpounsle (hpMHAHCOBBIE BIOKEHHS 610 388 404 363
6. Ilpoune BHEOOOPOTHBIE AKTHBHI 49 80 34 72
HWroro no pazneny | 33668 41320 38836 41464
B T.4. HEXOJIOBbIE MaTEpUAIILHBIE [IEHHOCTHU 31 33 28 25
OBOPOTHBIE
AKTHBbBI
1. 3amacsr: 21773 23078 23078 26006




- ChIpbe, MaTepHUaJbl U Ap.

- 3arpaThl B HE3aBEPLUICHHOM 19383 20046 19023 21516
TIPOU3BOJICTBE 314 368 892 917
- TOTOBas NPOIYKIHS U TOBAPHI IS 2009 2618 3100 3499
MPOJAXKH 15 12 32 34
- TOBaphl OTTPY)KEHHBIE 26 28 27 33
- pacxonsl OyayIIuX IEepHo/IOB 6 6 4 7
- T[pOoYHe 3amackl
2. HAC o nproOpeTeHHBIM IIEHHOCTSIM 3179 3259 3620 3872
3. Jleburopckas 3aJ0DKCHHOCTh (HJ‘Ia”lle)KI/I bonee 1055 843 592 501
yeM uepe3 12 MecsIieB nociie OTYETHOH JIaThl)
B T.U. IOKYTIATENIN U 3aKa34HKU - - - -
4. leburopckas 3a/I0/DKEHHOCTh (HJ‘IiiTG)KI/I B 16377 18400 12484 14501
TeueHne 12 MecsIeB nmocie OTYETHON IaThl)
B T.Y. IOKYNATEIN U 3aKa3YHUKH 4410 4687 3322 2607
5. ABaHCHI BBIJJAHHBIE 883 946 760 502
6. [Ipoune nedUTOpHI 1063 1256 1022 1053
7. KpaTkocpouHble )MHAHCOBBIE BIOYKEHUS 4082 3892 1855 1925
8. JleHeXKHBIE cpesicTBa 166 150 364 387
9. Ilpoune 00OPOTHBIE AKTHUBBI - - - -
Wroro no pazzpeny Il 48578 51824 43705 48747
Nrtoro aktuBoB 82246 93144 82541 90211
KAIIUTAJI U PE3EPBbI
1. YcraBHbIi KanuTal 21750 21750 25550 25550
2. JIoOaBOYHEII KamuTAall 983 1050 1222 1309
3. Pe3epBHblIii KanuTai 5834 5834 6699 6753
4. HepacnpenenenHasi nmpuObLUIb 2866 7025 6975 10336
Htoro no pazgeny Il 31433 35659 40446 43948
JOJII'OCPOYHBIE
OBA3ATEJIbCTBA
1. 3aiiMbI U KPEIUTHI 14255 16810 10093 11092
2. IIpoune noarocpoyHbie 00s3aTENbCTBA 303 450 352 288
Hroro no pazneny 1V 14558 17260 10445 11380
KPATKOCPOYHBIE
OBA3ATEJIbBCTBA
1. 3aiiMbI U KPEIUTHI 21734 25629 18840 21045
2. KpenuTopckas 3a105K€HHOCTD: 12937 12740 11187 12528
- IIOCTaBIIMKH M IIOAPATIHKH 11711 11375 10286 11509
- 3aJOJDKEHHOCTB IIepe]] IEPCOHAIOM 389 376 333 377
- 3aJOJDKEHHOCTH IIepen
rOCyIapCTBEHHBIMH BHEOIOKETHBIMU
dormamMu 109 102 93 105
- 3aJI0JDKEHHOCTB I10 HaJjloraM U coopam 728 887 475 537
3. ABaHCHI OJTyYCHHBIC 772 990 780 593
4. TIpoune KpeauTopsl
5. 3a10IKEHHOCTD MEpe]] yIpPEIUTEIIMH 10
BBIMJIATE JJOXOJOB B B B B
6. Jloxoms! OyIymux mepruoioB 812 866 843 717
7. Pe3epBbl NPEACTOSIIMX PACXOI0B - - - -
8. [Ipoumne KpaTKOCPOUHBIEC 00SI3aTEIBCTBA — — - -
Wroro no pazpeny V 36255 40225 31650 34883
Hroro naccusos 82246 93144 82541 90211
Beipyuka oT peanuzanuy npoAyKIUU 41178 45633 40989 44878
Uncras npuObUTE 6835 9822 9118 8327
BenuunHa penHBECTHPYEMOM YHCTOH NPHOBIIH 3465 3922 3198 3477

Metoauueckue YKa3aHusgd IO COCTABJICHUIO IIPOTrHO3a (bl/lHaHCOBOFO pUCKa Ou3HecC-

CTPYKTYPEI IO IMOKAa3aTCJIAM JIMKBUIHOCTH U IJIATEXKECIIOCOOHOCTH

B 3aBUCHMMOCTH OT CTE€NEHHU JIMKBUIHOCTH aKTHUBBI XOBHI‘/JICTBYIOU.ICFO Cy'6’bCI(Ta MoApa3aACIIsIrOTCA

Ha CJICAYIOIIHUEC OCHOBHBIC I'PYIIIIBI:




- HauboJyiee JMKBHIHBIE aKTUBBI (4,) — oOnazaromue abCONIOTHONW JHMKBHIHOCTBIO

JICHEKHBIE CPEJICTBA U KPATKOCPOUHbIE ((MHAHCOBBIE BIIOKEHUS;

- OBbICTpO peanu3yemble aKTHBBI (4,) — JAEOUTOpCKas 3a[0JKEHHOCTh CO CPOKOM
noramenuss a0 12 wmecsue, HAC mo npuoOpeTeHHBIM LIEHHOCTSM, TOBaphl OTIPYKECHHBIE,
JUKBUIHOCTh KOTOPBIX 3aBUCHUT OT CBOEBPEMEHHOCTH OTTPY3KH, O(OpMIICHUS OaHKOBCKHX
JOKYMEHTOB, CKOPOCTH IUIATEKHOTO JOKyMEHTOO0OpOTa B KOMMEpUYECKMX OaHKax, (opm
pacueros, crpoca Ha IPOIYKLUIO U TUIaTEKECIOCOOHOCTH MOKYIIaTeJeH,
KOHKYPEHTOCIOCOOHOCTH MPOIYKIUH U T.I1.;

- MEJUICHHO peasli3yeMble aKTUBHI ( A, ) — IPOU3BOICTBEHHBIE 3aMachl M 3aTPaThl (KpoMe

pacxonoB OynymmxX NEpUONOB), Ui TpaHCHOpPMAIMH KOTOPHIX B JICHEKHYIO HAIMYHOCTH
TpeOyeTcst 3HAaUUTENbHO OOJIBIININ CPOK;
- TpyIHOpeaIn3yeMble aKTHBHI ( 4,) — HeMaTepHaIbHbIC aKTHBbBI, OCHOBHBIC CPEICTBA,

HE3aBEpIICHHOE CTPOUTEIbCTBO, JOJITOCPOYHbIE (PUHAHCOBBIE BIIOKEHUS, JeOMTOpCKas
3aJI0JKEHHOCTb, TUIATEXH 110 KOTOPOM OXKuAaroTcs Oosiee yeM yepe3 12 mMecsues;
- HEJIMKBHIHBIE aKTHBHI ( A;) — HEXOJOBBIE MaTepHAIBHBIC IIEHHOCTH, Oe3HaIeKHas

neOuTopcKast 3a105KEHHOCTb, PacXo/ibl OyIyIIUX MEPUOJIOB.

[TaccuBbl OanaHca XO3MHCTBYIOIIETO CYOBEKTa TPYNIUPYIOTCA IO CTENEHH CPOYHOCTH HX
OTuIaThl (TIOTaIIeHNs):

- HanOojee cpouHble 00s3aTensCcTBa (/1) — KPEAUTOPCKAsk 3a0JDKEHHOCTh, a TaKKe
CCYZBI, CPOKH BO3BpaTa KOTOPHIX HACTYIHMJIHM, OHH JIOJDKHBI OBITH IOTAlIeHBl B TECUCHHE
TEKYIIETO MeCsIIa;

- KpaTKOCpouHble 0o0s3aTenbeTBa ([7,) — KPaTKOCPOYHBIE KPEIUTHI M KPaTKOCPOYHBIC

3aeMHBbIE CPEJICTBA;
- JOJITOCPOYHBIE TMACCUBHI ( /7,) — JOJTOCPOYHBIE KPEAUTHI U JOJTOCPOYHBIC 3a€MHBIC
CpEeICTBa;

- HOCTOSHHBIC TTacCHBHBI ( [1,) — yCTaBHBIN KamnTanl, 10OABOYHBIA KaIlMTall, PE3epPBHBII
Kanutaia, (OHAbl HAKOIUIEHHs, (QOHIBI CcOUMaNbHON cdepbl, LeiaeBble (UHAHCHUPOBAHHE U
MOCTYIUICHHUS, HepaclpeaesieHHas MPUObLIb, KOTOPhIE MOCTOSIHHO HAXOJATCS B PacloOpsLDKEHUU
XO3SICTBYIOLIETO CyObEKTa;

- J0X04bl  Oyaymux mnepuoaoB (/1;), KoTopble Ipeanojaraercss MOIy4YuTh B

MIEPCICKTHBE.
JlukBuaHOCTh OajaHca MOXXHO OIIGHHUTh C TIOMOINBIO nokazamenel (Kodghguyuenmos)
JIUKBUOHOCU, KOTOPBIE TOCTATOYHO XapaKTEPU3YIOT CTENEHb YCTOWYMBOCTH (HHAHCOBOTO
COCTOSIHUSI | KPEIUTOCIIOCOOHOCTH (TUIATEIKECTIOCOOHOCTH) XO3SHUCTBYIONIETO CyOheKTa:

- K02 puIeHT a0COTIOTHON JTMKBUIHOCTH,

- K03 PUIIMEHT KPUTHUECKON JIMKBUTHOCTH,

- K03 pULIMEHT TeKyIIeH JTUKBUIHOCTH;

- koa(hpumreHT 00IIeH TIaTeKecInocoOHOCTH.

[Tokazarens (ko3¢ duiMeHT) aOCOMOTHON IUKBUIHOCTA Ui HEKOTOPOTO OTYETHOTO

MepHroJia pacCUUTHIBAETCS 1O popmyse
— Al
YA
rae L, — xoadduuuent abcontoTHON IMKBUIHOCTH, pyO./pyo.;

1

A, — cymMa Hanbosee TMKBUIHBIX aKTUBOB, PYO0.;
11, — cymma HauboJuiee CpoUHBIX 0013aTENbCTB, PYO.;
11, — cyMMa KpaTKOCPOUHBIX 00sI3aTeNbCTB, PYO.
CornacHO NPAKTUYECKUM JAaHHBIM IIOKa3aTellb aOCOJIOTHOW JIMKBUAHOCTH HMEET
cleaylollee HopmainpHoe orpannuenue: L, >0,2...0,5.
Koadduuuent KpuUTHYECKOH JHMKBUAHOCTH (WIM TPOMEXKYTOUHBIH  KOA(PPHUIHUEHT
MOKPBITHS) pPACCUUTHIBACTCA O (hopMmyIie



_ At
I +11,

rae L, — koahduiueHT KpuTudecKoit JMKBUIHOCTH, py0./py0.;

2

A, — cymMa ObICTpOpeann3yeMbIX aKTUBOB, PYO.
ITokaszarenp  KPUTHUYECKOM JIMKBHAHOCTH L, mHMMeer ciemyromee HOPMalbHOE
orpanuyenue: L, >1.

Koadduuument tekymeit mukBumHOCTH (MM KOI(DGUIIMEHT MOKPBITHSA) A HEKOTOPOTO
OTYETHOTO TEPUO/IA IEATEILHOCTH XO3SHUCTBYIOIIET0 CYObEKTa paCCUUTHIBACTCS 1O (popmyie
A+ A+ A4
I+,
rae L, — ko3¢ punuent Texymen JMKBUIHOCTH, py0./pyo.;

3

A, — cyMMa MEJUIEHHO pean3yeMbIX aKTUBOB, PYO.

[Toka3zaTens TeKymel JUKBUAHOCTH HMMEET CIIEYIOIIEe HOPMaJIbHOE OTPAHHYCHUE:
L, >2.

Takum  oOpazom, KOADPUIMEHTHI JHMKBUIHOCTH  SIBISIOTCS  OPUEHTUPOBOYHBIMU
WHIUKATOpaMU (PHHAHCOBOTO IMOJIOKCHUS U IUIATEKECIIOCOOHOCTH XO3SHCTBYIOMUX CYOBEKTOB.
[Tpu 3TOM Kax bl KOIPPHUITUCHT OTpaXkaeT OMPEICIICHHYIO CTOPOHY (PMHAHCOBOTO COCTOSIHUS
OusHec-cTpyKTypbl. Tak, Kko3(GHUIUEHT aOCOMOTHOW NUKBUIHOCTH L, xapaktepusyer
TJIATeKECTIOCOOHOCTh XO3SHUCTBYIONIETO0 CyOheKTa B HEKOTOPOM OTYETHOM IIEPHOJC Ha JaTy
cocraBieHuss Oamanca. Koadouument xpuruueckoit nuksumHoctd L, xapakrepusyer
0KHJIaeMYIO TUIATEKECTIOCOOHOCTh XO3SMCTBYIONIETO CYOBbEKTa Ha IEPHOJ, PaBHBIN CpeaHeit
MPOJIOJDKUTEIIBHOCTH  TIepHoJia  oOpaimieHust J1eOUTOpckor  3amoipkeHHOCTH.  KoaddunmeHt
TEKyILIeH JIMKBUIHOCTH L, XapakTepu3yeT 0KHUAAEMYIO IJIATEXECIIOCOOHOCTh X035 HCTBYIOIErO
cyObeKTa Ha MepHo/l, paBHbIN cpeiHel MPOJOHKUTEIHLHOCTH OTIEPAIIHIOHHOTO IIUKJIIA.

Paznuunple  mokazarenu  (KO3(pPHUIIMEHTHI)  JHKBHIHOCTH  JAlOT HE  TOJBKO
Pa3HOCTOPOHHIOID XapaKTEPUCTHKY YCTOMUMBOCTH (PUHAHCOBOTO COCTOSIHUS XO3SHCTBYIOLIETO
cyObeKTa, HO M OTBEYAIOT MHTEpEecaM BHEIIHUX IO0Jb30BaTeNIel aHATUTUYECKON MH(pOpMAIUH.
Hanpumep, /Uis NMOCTaBIIMKOB ChIpbsi M MaTepUaloB HAaWOOJBIIMI HHTEpPEC MPEACTaBIsET
K03((UIMEeHT a0CONIOTHOM JMKBUIHOCTH L, KOTOpbIM onpexpenser Oynymuid HepuoO
oOpallleHHsT KPeAUTOPCKOW 3aJ0DKEHHOCTH U CBOEBPEMEHHOCTh pPAacueTOB 3a IOCTAaBKU.
Kommepueckuii 6aHK, KpeAUTYIOIIMH JaHHYIO OU3HEC-CTPYKTYpPY, OOJbllleé BHUMAHUS YJEIseT
KO3(GQUIMEHTY KpUTHYECKOH JuKBUAHOCTH L,, XapakTepHusymoolleMy YCTOWYHMBOCTb
MOTIOJTHEHMSI ICHEKHBIX 3aI1acOB XO3sCTBYIOIIEro cyonrekta. [lokynarenu u aepxaTenu akiui
U obnuranuii JaHHOM OWU3HEC-CTPYKTYpHl MPEANOYUTAIOT OILIEHWBATh €€ (PUHAHCOBYIO
YCTOMUYUBOCTh 10 KO3((UIMEHTY TeKylled IMKBUAHOCTH L,, KoTopwlii Hambosiee MOJHO
XapaKTepHu3yeT HAJEeKHOCTh U IOXOJHOCTh YKa3aHHBIX [IEHHBIX Oymar.

B pamkax ¢uHAHCOBOW OILIEHKH TOJIOKEHUS OW3HEC-CTPYKTYPBl — XO3SIHCTBYIOIIETO
CyOBbeKTa YacTO HCIOJB3yeTcs TMokazarenb (koddduiment) oOmeil miaTexxecrnocoOHOCTH,
KOTOPBII ompeensiercs no Ggopmyie

oan

0bwy
L, = 2o,

Anﬁm
rae L, — xoaddunuent obueit nnarexecnocodHocT, pyo./pyo.;

6a
3,5, — OOIIast 3a10JDKEHHOCTh OM3HEC-CTPYKTYPBI (JIOJTOCPOYHBIE M KPATKOCPOYHBIE

o0s13aTenbeTBa), Pyo.;
4,5, — CyMMa (MTOT, BAIIFOTa) aKTUBOB OanaHca, pyo.

B cBoro ouepenp
A=A+ A4, + 43+ A4,



oan
3o =1L+ 11, + 11,
rae /1, — noarocpodHsle 00s3aTeNbCTBA, PYO.
I + 11, + 11,

4

T A A, A+ A A
IToxazarens MaHEBPEHHOCTH COOCTBEHHBIX OOOPOTHBIX CPEACTB OM3HEC-CTPYKTYpsl K
XapaKTepu3yeT Ty 4acTh €ro cOOCTBEHHBIX OOOPOTHBIX CPEACTB, KOTOpas HaxomuTcs B (opme
JIEHEHKHBIX CPENCTB A" (T.€. CPEICTB, MMEIOIIMX a0COTIOTHYIO JIMKBHIHOCTB ):
oen
K, .= 4
(A1+A2 +A3)_(H1 +H2)
IToxazarens OIM COOCTBEHHBIX OOOPOTHBIX CPEACTB B HMOKPBITHH IHPOU3BOJCTBEHHBIX

3armacoB OM3HeC-CTPYKTypbl K, XapaKTepu3yeT Ty 4acTb CTOMMOCTH 3alacoB W 3aTpaTr A,"",

3an
KOTOpast MOKPHIBAETCS €r0 COOCTBEHHBIMH 00OPOTHBIMHU CPEICTBAMH:
’
K = (Al + 4, +As)_(Hl +Hz)
= )

3an 3an
AS

rae A, - cyMmMa ObICTpOpeaT3yeMbIX aKTUBOB 32 BEIYETOM JICONTOPCKOIT 3a/I0TKEHHOCTH,

pyo.

MeTo1bl TPOrHO3UpPOBaHUS GUHAHCOBOTO pHUCKa OM3HEC-CTPYKTYpPHI [0 TOKa3aTeNIsIM
(uHAHCOBOM YCTOMYMBOCTH

Anamu3  (UHAHCOBOM  YCTOMYMBOCTH  OCHOBBIBACTCS, TIJIaBHBIM  00pa3oM, Ha
OTHOCHUTENIbHBIX TIOKa3aTeNsX JesTeIbHOCTH OH3HEC-CTPYKTYphl, TaK Kak aOCOIIOTHbBIE
MOKa3aTeu B YCIOBUSAX MOBBIIIEHHON MHQISAINH 3aTPYAHUTEIHHO MPUBOAUTH B COMTOCTABUMBIN
Bua. Ilpm »TOM orneHka (GUHAHCOBON YCTOWYMBOCTH OWM3HEC-CTPYKTYPHI MPOBOJUTCS TIO
CJIETYIOIIMM HaIlPaBJICHUSM:

- 10 COOTHOIIEHHUIO COOCTBEHHOTO U 3a€MHOI'0 KaluTaia;
- 110 (pyHKIMOHAIBHOMY IIPU3HAKY;
- 10 COOTHOIIECHUIO (PUHAHCOBBIX U HE(PUHAHCOBBIX AKTUBOB.

Onenka (QUHAHCOBOM YCTOWYMBOCTH IO COOTHOUIEHHIO COOCTBEHHOTO M 33a€MHOTO
Kanuraiga XO3iHUCTBYIOIIET0 CyObEeKTa OCHOBBIBAECTCS Ha aHAIM3€ ONTUMAJIbHOCTU CTPYKTYPHI
HMCTOYHUKOB KaluTajla U ONTUMAIBHOCTH CTPYKTYpbl akTUBOB. C 3TOM LENBI0O PACCUMTHIBAIOT
CIIeyIOIIME TOKA3aTeNH:

- KOA(PGUIIUEHT KOHIIEHTPAIMU COOCTBEHHOTO KaNuTana;

- KOA(PGUIUEHT KOHIIEHTPAIMK 3a€MHOTO KaluTaa;

- ko2 puIeHT (UHAHCOBOHN 3aBUCUMOCTH;

- KOA(PGUIUEHT TEKYILEH 3a/10JDKEHHOCTH;

- KOA(PGUIUEHT YCTOWYMBOTO (PMHAHCUPOBAHUS,

- KOdpGUIMEHT (QUHAHCOBON  HE3aBUCUMOCTH  KAMUTAIM3HPOBAHHBIX
HCTOYHUKOB;

- kodpuueHT  GUHAHCOBOM  3aBHCHUMOCTH  KallUTaTM3UPOBAHHBIX
HCTOYHUKOB;

- KOA(PGUITUEHT MOKPBITUS JOJITOB COOCTBEHHBIM KaIllUTAIOM;

- K03 duimeHT GUHaHCOBOTO JIeBepU KA WK KO3 duiimeHT GpuHaHCOBOTO
pucCKa.

Jlis  OIEHKH CTPYKTYpbl HMCTOYHHKOB AaKTHBOB OallaHCa pAaCCUMTHIBAIOT TEpBHIE 5
MOKa3aTeyeu.

Koadduiment xoHIEHTpau COOCTBEHHOTO KamuTana (Kod(h(GUIIMEHT aBTOHOMHH, WU

ko3 ¢urnment HezaBucumoct) K" BBIpaXKaeT MO0 COOCTBEHHOTO KalHTajla B BaJIOTE

OanaHca XO35SUCTBYIOIIETO CyObeKTa:

Kcmp: Kc ,
! A

06wy



rae K, - pazmep cOOCTBEHHOTO KanuTajia OU3HeC-CTPYKTYpBI, pyO.;
4,5, - BATIOTA Oananca 1o aKTuey, pyo.

00
Kosdpdbuument xoHuentpauuu 3aemMHoro kamuraja K™ mOKa3bIBaeT HOJK 3aEMHBIX
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CpEJIICTB B BajoTe OanaHca:
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Aoﬁuy
rie K, - pasMep 3aeMHOro KamurTaja (3aeMHBIX CpPEJACTB JOJITOCPOYHBIX U

KpaTKOCPOYHBIX), PYO.
Koapduunent (¢unancoBoit 3aBucumoctd K, moOka3plBaeT CyMMYy aKTHBOB,

puxoAdlrytocst Ha 1 pyOnb coOCTBEHHOro KamuTana (3TOT MOKa3aTesb SBISETCS 0OpaTHBIM
kodbdumenty K;"):

A
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Kosdpdumuent tekymeid 3amomkeHHoctrn K,;"F - 3T0 OIS aKTMBOB OajaHca
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c(OPMHUPOBAHHBIX 3@ CUCT 3aEMHBIX KPATKOCPOUHBIX PECYPCOB:
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rae I1,, - KpaTKOCpOYHbIE 0053aTeNbCTBA, PYO.

Koadduunent ycroitunporo ¢punancupoBanus K™ - 3170 nois akTUBOB OajlaHca Ou3Hec-

CTPYKTYpPHI, CHOPMHPOBAHHBIX 32 CUET YCTOWYUBBIX HICTOYHUKOB (PMHAHCHPOBAHUS:

. K, +11
Kscmp — c done ,

0bw

rae 11, . - noirocpouHsle 00s3aTeNbCTBA, PYO.
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Ecin  xo3siicTByrOmuii CyObeKT B CBOCH JEATEIBHOCTH HE OyAeT IOJIb30BaThCs
JOJATOCPOYHBIMH KPEAUTAaMU U 3aliMaMu, TO 3HaueHue kodpduuuenra K™ Oyzner coBnagarsk co

3naueHueM K,"”.

Jis  XapakTepUCTUKH CTPYKTYpPhl — JOJTOCPOYHBIX HCTOYHUKOB (UHAHCHPOBAHUSA
paccuuThIBaIOTCA elile 4 mokaaress.

Koadpduurent ¢uHaHCOBOI HE3aBUCUMOCTH KAUTAIU3UPOBAHHBIX HCTOYHUKOB K"

MOKa3bIBaeT [OJII0 COOCTBEHHOrO KaluTala B CTPYKType MAOJTOCPOYHBIX HCTOYHHKOB
(buHAHCUPOBAHUSA:
K

cmp c

K. +1,

done

Kosdbdunment ¢uHaHCOBON 3aBHCHUMOCTH KamUTATU3UPOBAHHBIX HCTOYHUKOB K™

MOKa3bIBAET JOJIO JOJIFOCPOUHBIX OOS3aTENIbCTB B CTPYKTYPE JOJTOCPOYHBIX HCTOYHHUKOB
(buHaHCUPOBAHUS:
I
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[ToBbllieHne ypoBHs mokazatens K,;"”, ¢ OJHOW CTOPOHBI, MOKET O3HAyaTh YCHUJICHHE
3aBHCUMOCTH XO3SHCTBYIOIErO CyObEKTa OT BHEUIHMX KpPEIUTOPOB, a, C APYroi CTOPOHSHI,
MOJKET CBHUJIETEIILCTBOBATH O CTENEHU ero (PUHAHCOBOW HAJEKHOCTH U JIOBEPHUM K HEMY CO
CTOPOHBI KPETUTOPOB.
KoapduuueHt  mokpeiTHs  JOATOB  COOCTBEHHBIM  KamuTajioM  (koddduiumeHt
miaTexecrnocobHoctu) Kg™':
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Koa¢dpunuent ¢unancosoro nesepumpka (kodbduuueHt QuuancoBoro pucka) Ky
MOKa3bIBAET OTHOLICHUE 3a€MHOI0 KalluTana K cCOOCTBEHHOMY KallUTally U SIBJISIETCSI 0OpaTHBIM
nokaszatento K" :

K cmp :ﬂ.
9 Kc

Koappumment K" cunrtaercss OJHMM U3 OCHOBHBIX HHIMKATOPOB (DMHAHCOBOM

YCTOMYMBOCTH XO3SIICTBYIOLIET0 CyObeKTa. UeM BblIllle €ro 3Ha4eHHE, TEM BBIILIE PUCK BIIOKEHUS
Kanurazia B IeTeIbHOCTh OU3HEC-CTPYKTYPHI.

Ilpumepnuie unousudyanvuvie meopueckue 3aoanusn (H/13):

1 BO3MOXXHOCTH METOJOJIOTUM TEOPHUU UTP B TPOTHOZWPOBAHUU PHUCKOB HA OCHOBE
kputepueB Banbna, ['ypsuna, Casumxa.

2 Metofpl iepeBa PEIIeHU: BO3MOKHOCTH Pa3BUTHS HHCTPYMEHTAPHS MPOTHO3ZUPOBAHMS
PHCKOB.

3 Meroapl aHanmM3a YYBCTBHTEIBHOCTH: BO3MOXXHOCTH Ppa3BUTHS HWHCTPYMEHTapHs
MIPOTHO3UPOBAHUSI PUCKOB.

4 BoO3MOXHOCTM METOJa AaHAJOTHH B HWJASHTU(UKAIIMK, OICHKE, aHallu3e W
MIPOTHO3UPOBAHUH PHUCKOB.

5 Pa3BuTHe HMHCTpYMEHTapusi MPOTHO3MPOBAHMS PUCKOB HA OCHOBE METOJIOB TEOPUU
BEPOSITHOCTEN U MATEMATUUYECKOM CTATUCTUKN: HEMAPKOBCKHUE MPOLIECCHI.

6 Jlenbduiickuii METOJ U HEOOXOTUMOCTh IO00pa IKCIIEPTOB /I CHIDKEHUSI BTOPUIHBIX
PUCKOB MPHU MPOTHOZUPOBAHUH.

7 BTopuuHble pUCKH KakK (paKTOp HEONPEACICHHOCTH B YIIPABICHUH PUCKOM.

8 IIporHo3upoBaHHe pHCKAa HAa OCHOBE TEOPHUU HEYCTKUX MHOXKECTB: OCOOCHHOCTH
(hopMUPOBAHUS JIMHTBUCTHYECKUX MTEPEMEHHBIX U (DYHKIIMN MPUHAICKHOCTH.

3 Tema Puck-MeHEIKMEHT KaK CHCTEMa YIpaBJIEHUS PUCKOM B OM3HECe M MOJACHUCTEMA
MIPOrHO3UPOBaHUSl pUCKOB. [lmaHupoBaHre MepONPHUATHII MO0 YIPaBIECHUIO PUCKOM B CHCTEME
pucK-MeHemKMeHTa. [IpeBeHTUBHBIC U MOCIEIYIOIINE MEPOTIPUSITHS

Bonpocwl ona oocysyicoenun (na npakmuyeckux 3aHAMUAX).

1 [IporHo3upoBaHue prucka Kak COCTaBHAsl 4acTh MPOIEcca YIPABICHUS PUCKOM.

2 [IporHo3upoBaHue PUCKOB COBPEMEHHBIX OM3HEC-CTPYKTYpP U MX BIHMSHHE HA MPUHATHE
yIPaBICHUYECKUX PELICHUI.

3 Ponb mporHo3upoBaHus pucka B peaan3aliui HErsHTPONUIHOTO MOAX0/1a K YIPaBICHUIO
pUCKaMM COBPEMEHHOM OM3HEC-CTPYKTYpBHI.

5 DHTponus Kak Mepa HEYHOpSA0YEHHOCTH 3KOHOMHYECKOH CHUCTEMBI M HEOOXOIMMOCTb
MIPOrHO3UPOBAHMSI PUCKOB.

6 Puck-MeHeUKMEHT M NpPOTHO3MPOBaHME KaK (DPyHKIMOHAJIbHAs 00JIACTh COBPEMEHHOMU
OU3HEC-CTPYKTYPHI.

7 TIporHO3MpOBAaHUE PUCKOB KaK MOACUCTEMA CTPATEIMYECKOIO YIPABJIEHUS B YCIOBHSX
udpoBoii skoHoMHuKH XXI Beka.

8 Metoasl (UHAHCOBOrO aHajdM3a B CHCTEME MPOTHO3MPOBAHMSA pPHCKA: IOKa3aTeNln
JMKBUAHOCTHU U IJIATEXKECTIOCOOHOCTH.

9 Metoapl (PUHAHCOBOTO aHajgM3a B CHUCTEME NPOTHO3MPOBAHMS pHCKA: TOKa3aTeNlu
(UHAHCOBON YCTOWYMBOCTH OM3HEC-CTPYKTYPHI.

10. CoBpeMeHHas mapaJurmMa puCcK-MEHEIKMEHTa OM3HEeC-CTPYKTYphl: IPOrHO3UPOBAaHHE
KaK 3JIEMEHT HHTETPHUPOBAHHOTO PUCK-MEHEKMEHTA.



Tecmoegvie 3a0anus.

1 K kakoi#i rpyImme MeToJ0B YIPaBJIEHUsI pUCKaMU OTHOCUTCS MPOTHO3UPOBAHUE BHEILIHEN
00CTaHOBKHU:

a) METO/1bl KOMIIEHCALIUN PUCKOB;

0) METO/IbI YKJIOHEHUS OT PUCKOB;

B) METO/Ibl JIOKAJIN3AllUU PUCKOB;

') METO/IbI IMBEPCU(UKALINN PUCKOB.

2 K kakoii rpymnie MeToI0B yIpaBJeHHsI PUCKAMH OTHOCHTCSI CTPaXOBaHHE:

METO/1bl KOMIIEHCALIUU PUCKOB;

a) METO/1bl KOMIIEHCALlUN PUCKOB;

0) METO/IbI YKJIOHEHUS OT PUCKOB;

B) METO/IbI JIOKAJIU3allMH PUCKOB;

') METO/Ibl TMBEPCUPUKALINN PUCKOB.

3 K kakoii rpynie MeToJ0B YIpaBICHUsS PUCKAMH OTHOCHTCSI pacIipelielieHHe PUCKa I10
sTanam paboThI:

a) METO/1bl KOMIIEHCALlUH PUCKOB;

0) METO/IbI YKJIOHEHUS OT PUCKOB;

B) METO/IbI JIOKAJIU3AIIMH PUCKOB;

') METO/Ibl IMBEepCUUKALINN PUCKOB.

4 K xako# rpymme METOJIOB yINpaBlI€HUS PUCKAaMU OTHOCHUTCS 3aKIIOUYEHHE JIOTOBOPOB O
COBMECTHOM JI€ATEIbHOCTH /ISl pean3aliil pUCKOBAHHBIX MPOEKTOB!

a) METO/Ibl KOMIIEHCALlUH PUCKOB;

0) METO/IbI YKJIOHEHUS OT PUCKOB;

B) METO/Ibl JIOKAJIN3AI[M1 PUCKOB;

') METO/IbI TUBEPCUPUKAIIUHA PUCKOB.

5 K Kkakoif rpymnme METOJNOB YNpPaBI€HHUS PpUCKAMH OTHOCHUTCS oOOydeHue u
MHCTPYKTUPOBAHUE MIEPCOHATIA!

a) METO/Ibl KOMIIEHCAIIUH PUCKOB;

0) METO/IbI YKJIOHEHUS OT PUCKOB;

B) METO/Ibl JIOKAJIN3AL[M1 PUCKOB;

I') METObl IMBEPCU(PUKALIUU PUCKOB.

6 K kakoii rpymnme METOJOB YIpPABICHHUS PHUCKAMH OTHOCUTCS pacHpeliesieHue
OTBETCTBEHHOCTH MEKJY YUaCTHUKAMH IIPOEKTa!

a) METO/Ibl KOMIIEHCAIIUH PUCKOB;

0) MeTO/Ibl YKIIOHEHHUS OT PUCKOB;

B) METO/Ibl JIOKAJIM3AI[M1 PUCKOB;

I') METObI IMBEPCU(PUKALIUU PUCKOB.

7 K kakoil rpynme METONOB YHpaBI€HHUS PHCKAMHU OTHOCUTCS  YBOJIbHEHHE
HEKOMIIETEHTHBIX COTPYIHUKOB!

a) METO/Ibl KOMIIEHCAIIUH PUCKOB,;

0) METO/bI YKIIOHEHHSI OT PUCKOB;

B) METO/Ibl JIOKAJIN3AI[MH1 PUCKOB;

I') METObI IUBEPCU(PUKALINU PUCKOB.

8 K kakoii rpymnme MeTo10B yIpaBJIeHHsI pUCKaMH OTHOCHUTCS CO3JJaHUE CCTEMBI PE3EPBOB

a) METO/Ibl KOMITEHCAIIUX PUCKOB;

0) METO/bI YKIIOHEHHS OT PUCKOB;

B) METO/IbI JIOKAJIN3AllMA PUCKOB;

I') METObI IUBEPCU(PUKALINU PUCKOB.

9 K kakoif rpymnme MeTOJIOB YIpPaBJIEHHUs PUCKAMU OTHOCHTCS CO3JJaHHE CHEIHMATIbHBIX
MHHOBAIMOHHBIX NOpa3AcIeHUN!

a) METO/bl KOMIIEHCALIUN PUCKOB;

0) METO/bI YKIIOHEHHSI OT PHCKOB;

B) METO/IbI JIOKAJIN3ALIMHA PUCKOB;



I') METObI IUBEPCU(PUKALINU PUCKOB.

10 K xako#l rpymme METOJOB YIPaBJIEHUS PHUCKAMH OTHOCHUTCSI paclpeseieHue
MHBECTHULIMH B pa3HBIX OTPACISX U cdepax AesTeIbHOCTU

a) METO/1bl KOMIIEHCALIUN PUCKOB;

0) METO/IbI YKJIOHEHUS OT PUCKOB;

B) METO/Ibl JIOKAJIN3ALIMH PUCKOB;

') METO/IbI IMBEPCU(UKALINN PUCKOB.

11 K rpymnme (UHAHCOBBIX pPHCKOB, CBSI3aHHBIX C MOKYMATEIBHOW CIIOCOOHOCTHIO,
OTHOCSTCS:

a) aBaHCOBBIN PHUCK;

0) pUCK CHM>KEHUS (PMHAHCOBON YCTOMUMBOCTH;

B) PHUCK JIMKBU/IHOCTH;

I') UHQISIUOHHBIN PUCK.

12 K rpynne QuUHAHCOBBIX PHUCKOB, CBSI3aHHBIX C IOKYNATEIbHOM CHOCOOHOCTBIO,
OTHOCSITCS:

a) 00OPOTHBIN PHUCK;

0) PUCK CHIDKCHHSI JIOXOTHOCTH;

B) NeQIIALIMOHHBIN PUCK;

T') BaJIFOTHBIHN PUCK.

13 K rpynmne ¢puHaHCOBBIX pPUCKOB, CBSA3aHHBIX C BIOXKEHUEM KalHUTaja, OTHOCATCS:

a) pUCK CHI)KEHUS (PHHAHCOBOW yCTONYMBOCTH;

0) pUCKHU NPAMBIX (PMHAHCOBBIX MOTEPD;

B) MH(JIAIIMOHHBIN PUCK;

T') aBAaHCOBBIH PHUCK.

Ilpakmuueckue 3a0anus.

3azmaya Ne ].
OyHKIMS crnpoca HEKOTOPOro ToBapa D(P) =60+4PF, —3P, +0,5Y . Onpenenuts

3JIACTUYHOCTH CIpOca OT COOCTBEHHOM LEHbI IpousBoauTens E,, nepekpectHsiii ko3dduueHT

3IIACTUYHOCTH crpoca E,, amacTudHOCTh cripoca oT Joxona norpedbuteneit E, mpu oTmyckHoit

uere toBapa P, = 600 py6., neHe anprepHaruBHoro toBapa P, = 500 py0. m moxone
notpebureneir Y = 70000 py06. YcraHOBHTH, Kak BeIET ceOsl CIPOC C POCTOM JIOXOJIOB
MMOTPEOUTEIICH.

3azmaya Ne 2.

ITo cocTosiHMIO Ha KOHeEl (PMHAHCOBOTO I'oJla BHEOOOPOTHBIC aKTUBBI (DUPMBI COCTABUIIH
875 220 800 py6., o6opotHbie akTuBBl — 177 604 800 py6., KpaTKOCPOUYHBIE 005S3aTEILCTBA —
103 679 800 py6. O6beM mnpomaxk 3a OT4YeTHBI mnepuon coctaBun 1 437 740 500 py6.
Omnpenenuth k03¢ HUIIHEHT 000paYNBAEMOCTH AKTHBOB U OIICHUTH (DUHAHCOBBIA PUCK (PUPMBI.

3amaua Ne 3.
[Io coctosiHuMi0O Ha KOHEI (PUHAHCOBOTO TOJAa MPOU3BOJCTBEHHBIE 3amachl (PHUPMBI

coctaBmim 115478 900 py6., o6bem npebutopckoit 3amomkeHHoctn — 46 383 400 py6.,
nenexHas HaaumuHocTh — 1 003 600 py6., kpaTkocpounsle oOsizarenbcTtBa — 48 055 100 py6.
OueHuTh YpOBEHb TEKYIEel TUKBUIHOCTH U (PMHAHCOBOTO PUCKA (PHPMBI.

3ajgaya Ne 4.
[Tocrostnuble 3atpathl pupmbl coctaBisoT 2 587 120 py6., nepemennsie 3arparsl — 1500

py0./en. Llena peamuzanuu npoaykuuu (6e3 HIAC) — 2500 py6./en. OnpeaenuTs KPUTHIECKYIO
TOYKY NPOHM3BOJICTBA U Pealn3aniy npoaykuuu. OLeHUTh YPOBEHb pUCKa (GUPMBI IIPU YCIOBUH
peanu3anuu npoaykiuu B ooseme 85 000 ex. /rox.



Ilpumepnuie unousudyanvnvie meopueckue 3aoanusn (M/13):

1 HersuTponus Kak XapakTepUCTUKa U MEPA YIOPAIOUYEHHOCTH SKOHOMUYECKUX CUCTEM.

2 Ponp ynpaBlIeHYECKOM JEATENBHOCTH B pealu3alid HETrIHTPONMMHOIO MOAXOAa K
YIPaBIEHUIO PUCKAMH COBPEMEHHON OM3HEC-CTPYKTYPHI.

3 DHTpomnus Kak Mepa XaOTUYHOCTH, HEYHNOPSJOUEHHOCTH SKOHOMMUYECKOM CHUCTEMBI U
HEOO0XOAMMOCTD YIPABICHHUS PUCKAMH.

4 Puck-MeHEeDKMEHT KaK (DyHKIIMOHATbHAS 00JIACTh COBPEMEHHOUM OM3HEC-CTPYKTYPHI.

5 Puck-MEHEI)KMEHT U NPOTHO3MPOBAHME pHUCKA KaK IOJCUCTEMA CTPATErH4YE€CKOro
yrpaBiieHus B yciaoBUsaX HuppoBoit sxkoHoMuku XX| Beka.

6 MHccnenoBaHue XapakTepUCTHK pUCKA C TMO3ULUN SHTPONMKM U HETAHTPONMHU U
0COOEHHOCTH NMPOTHO3UPOBAHUS PHUCKA.

7 CucrteMa HmpOTHO3MPOBAaHUS B PUCK-MEHEKMEHTE COBPEMEHHOH OM3HEC-CTPYKTYpHI:
TaKTUYECKUE U CTPATETUUYECKUE aCTIEKTBHI.

8 Puck-MeHEDKMEHT KakK TIOJICUCTEMa WMHHOBAallMOHHOTO MEHEI)KMEHTa B Ou3Hec-
CTPYKTYPBHI.

9 Oco0eHHOCTH MTPOTHO3UPOBAHUS PUCKOB C UCIIOIH30BAHIEM METOI0JIOTHU (DMHAHCOBOTO
aHayn3a. MeToJ1 TpPeXKOMIIOHEHTHOTO MTOKa3aTes pUcKa.

10 HWHTerpupoBaHHBIA PHCK-MEHEKMEHT U HEIOCTaTKH (parMeHTapHOTO PHUCK-
MEHEPKMEHTa B CUCTEME MTPOTHO3UPOBAHUS.



IIpunoxenne 2

OneHo4HbIe cpeacrea Jid MpoBEACHUSA HpOMe)KyTOqHOﬁ aTreCcTanmuu

a) HﬂaHpreMble Pe€3yJdbTaThbl Oﬁy‘-lel-ll/lﬂ H OICHOYHBIC CPEACTBA IJIA IPOBECACHUSA l'[pOMC)KyTO‘-IHOifI aTTreCralum:

CrpyKTypHBIi
JJIEMEHT
KOMITETEHITHI

[Tnaaupyembie pe3ynbTaThl
00y4eHus

OneHouHbIE Cpe/ICcTBA

ITK-3 — ciocoOHOCTh MPOBOANTH CAMOCTOSITEIbHbIE HCCIET0BAHUS B COOTBETCTBHH ¢ Pa3padoTaHHO MporpaMmoi

3HaTh

— OCHOBHBIC OIPCACIICHUA U

TOHATHS, CBSI3aHHBIE c
pa3paboTKoit MIPOTpaMMBbI
WCCIICIOBaHUS;

— OCHOBHBIC METO/IbI
WCCIICZIOBaHUM, MCIIOJIb3YEMbIX
B DKOHOMHUKE;

— OCHOBHBIC METOIbI "
paBuiIa MIPOBEICHUS
CaMOCTOSITEIIbHBIX

HCCIeA0OBaHUM B COOTBETCTBUH
¢ pa3zpaboTaHHOH ITPOrPAMMOIA;

Ilepeuens meopemuueckux 60npocos K zauemy:

1. Cymuoctes mnporHo3upoBanus. [IporHo3mpoBaHWe KakK HCXOJHBIN
nesitenbHOCTH pupMmbl. Kiaccudukaius MeTo10B MPOTHO3UPOBAHUS.

2. Texuonorus moctpoeHus nporuosa. [Iporunosznas moaens. OmmbKka MOJCIN U OIITMOKA TPOTHO3a.

OcTaTKi MOJIENH.

Kputepun kauectBa nporHo30B. TOUHOCTH MPOTHO3a U METOIbI €€ OLICHKH.

Cnioco6sI orieHkH ToYHOCTH IporHo3a. MAPE: monens, maTEpnpeTanys, pa3HOBUIHOCTH.

CrniocoOsI onieHKu ToyHOCTH ITporuo3a. MAD: moiens, nHTepriperanus, pa3HOBUIHOCTH.

CriocoObI O11eHKH TOYHOCTH IIporno3a. MSE: mojens, uHTepriperanus, pa3HOBUIHOCTH.

. ndopmarnmonnsie kputepuu mporHos3a. JleranusupoBanHas u rubpugHas HHPOpMAIUS.

OquTHOCTL U DKCIIEPTHOE BUJICHUE.

8. Meroa cuenapueB. Pa3paboTka BapuaHToB mporuosa. lleccuMucTuyeckuii ¥ ONTUMHCTUYECKHUI

MPOTHO3.

9. T'apanTupOBaHHBIE OIEHKA PUCKOB W BO3MOXKHOCTH MPOTHO3HPOBAHHS B CTATUCTHYECKUX

MOJIETISIX CTPAXOBaHUSI.

10.Mopnenu u 3amauu Teopuu pucka. OCHOBHBIE 3314l TEOPUU KOJUIEKTUBHOTO PUCKA U TPAHULIBI

MPOTHO3UPOBAHHUSL.

oTall  IIJIAHUPOBAaHUA

No ok w




CrpyKTypHBII

[Inanupyemsle pe3ysbTaThl

AIIEMEHT OrneHoYHbIE CPECTBA
00y4eHus
KOMITCTEHITHH
Ilpumepniuvie npakmuyeckue 3a0anus 011 3auema:

— BBLICTATH OCHOBHBIE 3Tambl |3amaya Ne 1.
HCCIICIOBAHUS, OyHKIMS crpoca HEKOTOPOro ToBapa D(P) =60+4P, —3P, +0,5Y . Omnpenenurs 31aCTUYHOCTD
— pacriosHasath SPPEKTHBHOE | ¢ynoca o1 cOGCTBEHHON IEHb TPOM3BOIUTENs E,, mepekpecTHbIil kod(duIMeHT d1acTHYHOCTH
peuieHre oT Hed(PPEKTUBHOTO B £ 5 i E . p =
mporecce  camocTosTenbroro | STPOCa [y, OMaCTHYHOCTL cipoca oT Aoxoza notpeduteneit Ey npn oTmyckHoi nene Tosapa B =
HCCIICTOBAHSL, 600 py0., nene anprepHaTuBHOTO ToBapa P, = 500 py0. m noxozxe norpedureneir Y = 70000 pyO.
— O00BACHATH  (BBIABJIATH U | YCTAaHOBUTH, KaK BEJET C€0s CIIPOC € POCTOM JIOXOJOB MOTPEOUTENEH.
CTPOUTH) THUIHUYHBIC MOJICIH
SKOHOMHUYECKUX TporeccoB U [3amaya Ne 2.

Ymertb SIBJICHU; [To cocrostHuio Ha KOHeI[ ((MHAHCOBOTO roJia BHEOOOPOTHBIE AKTUBBI OM3HEC-CTPYKTYPhl COCTaBUIIU

— TPUMEHSATH MOJTy4YEeHHBIC
3HaHUS B TpodeccuoHaIbHOM
JeSTeTbHOCTH; UCTIOJIB30BaTh UX
Ha MEXTUCIIUITTHHAPHOM
YPOBHE;

— KOPpPEKTHO  BBIpaXaTh W
apryMEHTHPOBAHO
000CHOBBIBATh MOJIOXKCHHUS
MPEIMETHO# 00J1aCTH 3HAHHUS;

875 220 800 py0., oboporHsie aktuBbl — 177 604 800 py0., KpaTKOCpOUHBIE OOs3aTEIHCTBA —
103 679 800 py6. O6Bbem mpojax 3a oT4eTHBIA niepuo coctaBmwi 1 437 740 500 py6. Onpenenutsb
Kod(purreHT 000paunBaEMOCTH aKTUBOB U OIICHUTHh (PMHAHCOBBIN PUCK OU3HEC-CTPYKTYPHI.

3azmaya Ne 3.

[To cocrosiHMIO Ha KOHEl] (PMHAHCOBOTO TOJa MPOU3BOACTBEHHBIE 3alachl OHM3HEC-CTPYKTYPHI
coctaBui 115 478 900 py6., o6bem aedbutopckoit 3agomxeHHocTH — 46 383 400 py0., neHexHas
HammaHOCTh — 1 003 600 py0., kpaTkocpounsie oOs3aTenscTBa — 48 055 100 py0. OneHuTh YpoBEHB
TeKyIllel TUKBUTHOCTU U (PMHAHCOBOTO pUCKA OU3HEC-CTPYKTYPHI.




CrpyKTypHBII

[Inanupyemsle pe3ysbTaThl

DJIEMEHT OneHouHbIE CpeICTBA

KOMIIETEHIUH 0byuenms
— TPAKTUYCCKUMU  HABBIKAMM | [IpumepHole ananumuueckue 3a0anus 0111 3auema:
HCIOJIb30BaHUA JJIEMEHTOB | 1. TIporHo3upoBaHue Kak HETOYHAs HayKa, HEOOXOJMMOCTb IMPOrHO3MPOBAHUS PE3YJIbTAaTOB U
CaMOCTOATCIBHOI'O PHUCKOB.
HCCIICTOBAHUA Ha APYrux | 2. Poyb MpOTrHO3UPOBAHUS PUCKA B IPHHATUH PEIICHHUA B chepe IKOHOMHUKH.
JAMCLUIUIMHAX, HAa 3aHATUAX B | 3. OCHOBHBIC HAYYHO-TEOPETHUYECKHE MPEANOCHIIKN MPOTHO3UPOBAHUS, OIICHKH 1 aHaJIM3a PHCKOB.
ayIMTOPHUM U Ha ITPAKTHKE, 4. Puck u puCKOBas CUTYaIUsi: BOBMOKHOCTH U NMPOOJIeMbl TPOrHO3UPOBAHMUSL.
— cnocobamu JEeMOHCTpauuu | 5. MaHoBamuoHHas OeATEIbHOCTh KaK HCTOYHHK PHUCKOB, BO3MO>XHOCTH HCIIOJIb30BaHUA
YMEHUSA AQHATM3UPOBATH | THOPUAHON MH(DOPMAITUH.
CUTYaITUIO B nporecce | 6. KimaccudukannonHass cucTeMa pHCKOB M €€ METOJOJOTHYECKOE 3HA4eHHE B CHCTEME
CaMOCTOATEIBHOIO IIPOTHO3UPOBAHUSL.
HCCIICI0BaHHUS; 7. MHOrojeTHHe CTaTUCTHYECKUE HAOIIOJCHUS KaK OCHOBA MPOTHO3MPOBAHUS M PACHPEICICHUS
— MeToJaMu MPOBEACHHUS | BEPOSITHOCTH CTPAXOBBIX CJIYYa€B U aKTYapHBIX PacU€TOB.
CaMOCTOSATEILHOIO 8. AHamu3 W TPOTHO3MPOBAHWE BAIIOTHBIX PHCKOB IIPU IPOBEIEHUM BHEUIHETOPIOBBIX U
HCCIICI0OBaHHUS; BaJIIOTHBIX KPEIUTHBIX OTIEpaLUil.

Bnaners — HaBbIKAMM M MeTojukami | 9. AHaiM3 M NPOrHO3MPOBAHME BAIIOTHBIX PUCKOB IIPU IIPOBEAECHUM omepanuii Ha (OHIOBBIX U
00001eHus PE3yIbTaTOB | BAIOTHBIX OMpKax.
MIPUHATOTO B xoze | 10.HeGnaronpusitHast 3koOHOMHUYeCKas KOHbIOHKTYpa U JIEJIOBOM PUCK: aHAJIU3 U IIPOrHO3UPOBAHMUE.
CaMOCTOSATEILHOIO 11.30HbI pricka 1 6€3pUCKOBBIE 30HBI KaK KAUECTBEHHBIE XapaKTEPUCTUKH CTENEHH (YpPOBHS) pUCKa
HUCCIICI0BAHUS pelienus, | ¥ METOI0JI0OIMYECKO€E 3HaUeHHe KpUBOM JIopeHa /1 NpOrHO3MPOBAaH U PUCKOB.
JKCIIEpUMEHTAJIBHOU 12.HeraHTpomnus KaK XapakTepUCTHKA U Mepa yINOPAJOYEHHOCTH SKOHOMUYECKHX CUCTEM.
IEeITEIbHOCTH; 13.Posnp ynpaBiieH4eCKOH JESITEeIbHOCTH B pEeaU3allii HEr3HTPOIMUHOTO MOAX0/1a K YIIPaBJICHUIO
— cnocobamu OILICHMBAaHUS PUCKaMu COBPEMEHHON (DUPMBI.
3HAUMMOCTH M TIpakTHdeckoii [ 14.DHTponMs Kak Mepa XaOTHYHOCTH, HEYNOPSJAOYEHHOCTH OSKOHOMHMYECKOH CHCTEMBI H
MPUTOTHOCTH MOJIYYEHHBIX HeO6XO,Z[I/IMOCTL YIIpaBJICHUS PUCKAMH.

PE3YIBTATOB CAMOCTOATCIBHOT'O
HUCCICIOBAaHMA,

— BO3MOX>XHOCTBIO
MCKIUCHUIIIIMHAPHOTO
IIPUMCHCHUS PE3YJIbTATOB

15.Puck-MeHeKMEHT Kak (DyHKIMOHAIbHAs 00J1aCTh COBPEMEHHOM (hUPMBI.

16.Puck-MeHeKMEHT M MPOTHO3UPOBAHUE PUCKA KaK MOJICHCTEMA CTPATETHYeCKOro yIpaBiIeHHs B
ycnoBusx nudposoii skoHoMuku XX| Beka.

17.VlccnenoBanue XapakTEPUCTUK PUCKA C MO3MLMH SHTPONMU M HETIHTPOIUH U OCOOCHHOCTH
IPOTHO3UPOBAHMS PUCKA.




CrpyKTypHBII

[Inanupyemsle pe3ysbTaThl

JJIEMEHT OneHouHbIE CpeICTBA
oOyueHus
KOMIETEHINH
CaMOCTOSTEIBHOTO
WCCIIeIOBAaHUS;

poheCcCHOHATBHBIM SI3BIKOM
MpeAMETHOM 001acT 3HAHUS;
crocobaMu
COBEPITIICHCTBOBAHHUS
npodeCcCHOHANBHBIX 3HAHUU U
YMEHHH TyTeM WCIIOJIb30BaHUS
BO3MOKHOCTEN
WH(POPMAITMOHHOMN CPEIIBI

IIK-5 cnoco0HOCTH CaMOCTOSITEILHO OCYLIECTBJSITH MOATOTOBKY 3aJlaHMil M pa3padarTbiBaTh INPOEKTHbIE pelleHUuss ¢ yderoM ¢GakrTopa
HeoIlpeaeTeHHOCTH, pa3padaTbIBaTh COOTBETCTBYIOIIME MeTOIMYeCKHe U HOPMATHBHBIE JOKYMEHTBI, a TaK/Ke MPeAI0KeHUs 1 MeponpusiTUSsI

M0 peaju3anuu pa3padoTaHHBIX MPOEKTOB M 1T

DOrpamMm

3HaThb

— METOJIOJIOTHIO pa3paboTKu
MIPOEKTHBIX PEIICHUH C yueTOM
(hakTopa HEOMPEEIEHHOCTH U
pucka;

Ilepeuens meopemuueckux 60npocos K 3auemy:

1. Moaenu o0beMa PHUCKOBBIX CHTYallMd B TJIOOAIBHON 3KOHOMHKE. BeposTHOCTh pa3opeHus B
MOJICJIA MHIUBUIYaIbHOTO PHUCKA.

2. IlporHo3upoBaHHE HA OCHOBE ACHMITOTHYECKHX OLIEHOK CTPAXOBBIX PUCKOB.

3. IlocraHoBKa 3ajauu OMpEIEICHUS MHUHUMAJIBHO JOIYCTUMOW CTpaxoBOod cTaBKU. OIECHKH
CTPaxOBBIX CTABOK. PacrmpeneneHre cyMMapHbIX CTPaXOBBIX CTABOK.

4. TlpubmmxenHas Qopmyna BeposSTHOCTH pa3opeHus. OO0OIIEeHHBbIE MPOIECCHl PHCKA IPHU
HAJIMYUU OOJIBIIKMX BBIILIAT M C TAKETHBIM MOCTYIUICHUEM CTPaXOBBIX BBIILIAT.

5. Krnaccuyeckue mpolecchl pucka co Ciay4alHbIMA THpeMusMd. OILEHKH Uil ONTUMAJIbHOTO
HAYaJIBHOTO KaluTaIa.

6. [IpornosupoBanue ¢hopM MPOSBICHUS U aHATU3 MOCIEACTBUN KPU3UCOB HA CETMEHTaX MUPOBOTO
(UHAHCOBOTO PHIHKA.

7. BeposTHOCTB pa3opeHHs B MOJENN UHANBHIYaILHOTO PUCKA.

8. IIpoOnembl MPOTHO3UPOBAHUH U OCHOBHBIE 33/1a4H TEOPUU KOJUIEKTUBHOTO PHCKA.

9. PuckoBble cuTyarui Ha PUHAHCOBBIX phIHKaX. CpaBHEHUE PUCKOBBIX CUTYAI[HHl.

10. YnpaBneHue pucKOM C TOYKH 3pEHUS KIUEHTA. YIIPABJICHUE PUCKOM C TOYKH 3PEHUS CTPAXOBOU




CrpyKTypHBII
JJIEMEHT

KOMIICTCHII U

[Tnaaupyembie pe3ynbTaThl
00y4eHus

OneHouHbIE CpeICTBA

OU3HEC-CTPYKTYPHI.

11.Monenun oObemMa pHUCKOBBIX CHTyallMd B TIJI00aIbHOM HSKOHOMHUKE KaK HWHCTPYMEHTAapuil
IPOrHO3HPOBAHMUSL.

12.®opmymna [lomraueka- Xununka-beexmana. [Ipubmmkernas popmyia BEpOSITHOCTH pa30PECHHSL.

VYMeTh

—  CaMOCTOSITENIBHO TOTOBUTH
3a/1aHus, paszpabaThiBaTh
MIPOCKTHBIE pereHus "
MEXaHU3Mbl HMX peaU3allHH,
METOJIMYECKUE M HOPMATHBHEIC
JOKYMEHTBI peanu3anum
pa3paboTaHHBIX Oon3Hec-
MPOEKTOB ¢ Yyd4eTroM (akropa
HEOTIPEICIICHHOCTH U PUCKA;

Ilpumepnwvie npakmuyeckue 3a0anus 011 3auema:

3amaua Ne 1. IlporHosupoBaTrh YpOBEHb BIMSHHUS OTAEIbHBIX (PAKTOPOB Ha PUCK COOMPAEMOCTH
HajoroB B ycioBuax paiioHHoit MOHC P® (pe3ynpTaTHBHBIM MOKa3aTelb — OOBEM HAJIOIOB,
YIUIAYEHHBIX IUIATENbIIMKAMU B TEUEHHE KaJEHAAPHOTO roja) ¢ MPUMEHEHHEM MeTOoJa LEMHBIX
MOICTAaHOBOK, MCIIOJIb3YS CIEAYIONIYIO JETEPMUHUPOBAHHYIO (PAaKTOPHYIO MOJIENb:

2S e =29, +2S, . —2S

KOH !
rae XS, . - 00bEeM yIIaueHHBIX HAJIOTOB B TEUCHHE KaJICHJAPHOTO roja, pyo.;
xS

Hau

xS

mex

xS

KOH

- 3aJI0JKEHHOCTD 10 yIIaTe HaJIOTOB Ha HAavyaso rojaa, pyo.;
- 00beM HaYKCIIEHHBIX HAJIOTOBBIX IUIaTEXKel B TeUeHUe KaJeHIapHOro roja, pyo.;
- 33/I0JKEHHOCTS 10 yIJIaTe HAJIOTOB Ha KOHell roja, pyo.

HeoOxoaumbie MCXOMHBIE MAaHHBIC IS PEIICHHs 3a/laydl MPEJCTABICHBI CBEICHUSMH 1O paboTe
YCIIOBHOTO 00BekTa aHanmu3za — MexpanoHHoit MDOHC P® 3a mepuona, oXBaThIBAIOIIMK JBa
KaJeHJapHBIX Troja. Bce HajoromnaTeNblIMK{, T[OCTaBJICHHBIE HAa Yy4eT, MO0 KPUTEPHIM
TOBapo0o0OOpOTa, MPUOBUIM W YHUCISHHOCTH 3aHATBIX pa3OUTBHI Ha TPU OCHOBHBIC KaTEropuu B
cooTBeTcTBUU ¢ MeToaukoi ABC-ananuza. [lo ykazaHHBIM KaTeropusiMm HEOOXOIMMO MPOU3BECTH
pacueThl U CAENaTh BBIBOJBI O CHJIC BIMSHHS (PaKTOPOB Ha IMOKa3zaTeldb 00ObeMa YIJIAaueHHBIX 3a
KaJIeHIapHBIN TOJ] HAJIOTOB, KOTOPBII XapaKTepU3yeT YPOBEHb UX COOMPAEMOCTH.

3agaya Ne 2. ®upma 1o MNPOU3BOJACTBY CHUHTETHUECKMX MOIOIIUX CPEACTB pa3pabaThIBaeT
YIIPaBIEHYECKOE PELICHUE O IPOU3BOJCTBE U OTITYCKE NMPOAYKIMU B TOProByko ceTh. Cpenu Npounux
paccMaTpuBaeTCs BapUaHT ¢ M3roToBieHueM wusgenuit R m W, mi1d nmpousBOACTBA KOTOPBIX
TpeOyrorcss komnoHeHTsl X, X,, X;, X,.Heob6xogumo ompenenuTs ONTUMAlIbHBIE TOJOBBIE

00BEMBI MPOU3BOJACTBA W PpCAIM3alluU OTUX U3IeIuid B PO3HUYHYHKO CCTb, HCIIOJIb3ysd MCTOJ




CrpyKTypHBII

[Inanupyemsle pe3ysbTaThl

AIIEMEHT O1eHOYHBIC CpE/ICTBA
00y4eHus
KOMITCTEHITHH
JUHEWHOTO TMPOTPAMMHUPOBAHUS, OICHUTh PHUCKH OW3HEC-CTPYKTYphl. B KadecTBe KpuUTepHs
ONITHMAJILHOCTH BBIOpPaTh 00BEM MPUOBUIM OT TOCTABOK MOIOIIUX CPEJCTB B PO3HUYHYIO CETh.
[TpomsBecTn pacyer u 1aTh ero rpadguueckyro HHTepIperanuto. [Ipeaaraercs uisi yCIOBHIA 3a1a9U
c(hOpMHPOBAThH CIICAYIONIYI0 SKOHOMHKO-MAaTEMaTHIECKYIO0 MOJIEIh I KOHKPETHBIX PacueTOB:
(PR _CPR)'QR +(Pw _CPW)'QN — max,
Ch;-Q; +CR, -Q, <CF,u;
QR + QN < QLIM !
rae P, u B, - ormyckHas neHa 3a oJHy ynakoBKY, COOTBETCTBEHHO, m3aennii R u W (6e3 H/IC),
pyo./en.;
CP, u CR, - ylelnbHbIE M3JEPKKU IPOU3BOJICTBA B PacyeTe Ha OJJHY YIAKOBKY, COOTBETCTBEHHO,
m3nenuit R u W , py6./ex.;
Q; ¥ Q, - ONTHMaJbHBIE FOJ0BBIE 00BEMBI NPOU3BOJICTBA YIIAKOBOK, COOTBETCTBEHHO, N3/CINN
RuW,en.;
Qv - MakCHMaJIbHO BO3MOKHBIN 00BEM ITPOM3BOJICTBA MOIOLIMX CPEJICTB Mapok R u
W (mpousBoicTBEHHAs! MOIITHOCTD), €]1.;
CF,, - MakcHMajbHO BO3MOXHBIN 00beM (pMHAHCHPOBAaHHs NPOU3BOJCTBA M3aenuil R n

W s GusHec-cTpyKTyphl (COOCTBEHHBIE U 3a€MHBIE CPEICTBA), PYO./TOI.
Ilpumepnvle ananumuueckue 3a0anus 014 3auema:

— HaBBIKaMH pa3pabOTKU 1. Puck u pucKOBas CUTyallus: BO3MOXHOCTH U MPOOIeMbl TPOrHO3UPOBAHHSL.

METOJUYECKUX U HOPMATUBHBIX |2. MIHHOBalMOHHAs JESATENbHOCTh KaK HWCTOYHUK PHUCKOB, BO3MOXHOCTH HCIIOJIb30BAHUS

OKYMEHTOB, a TaKKe rUOpUAHON UHPOPMAITIH.
Bnaners FOKYM ’ pHL (bopvan

MPEIIOKEHUN U MEPOTIPUATHN
0 peann3aly pa3padoTaHHbIX
OM3HEC-TIPOCKTOB

3. KHaCCI/I(i)I/IKaLII/IOHHaH CUCTCMAa PHCKOB U €€ MCTOHNOJIOTMYCCKOC 3HAYCHHUEC B CHUCTCMC
IMPOTHO3UPOBAHUA.

4. MHOroJeTHHUE CTATHCTHYCCKHE HaGJIIOI[eHI/I}I KaK OCHOBa IPOTHO3UPOBAHUA U PACHPCACIICHUA
BCPOATHOCTHU CTPAXOBLIX CJIYUdCB M dKTYAPHBIX PACUYCTOB.




CrpyKTypHBII
JJIEMEHT

KOMIICTCHII U

[Tnaaupyembie pe3ynbTaThl
00y4eHus

OneHouHbIE CpeICTBA

5. AHanW3 W TPOTHO3UPOBAHUE BAITIOTHBIX PHUCKOB TPH IPOBEICHUU BHEIIHETOPTOBBIX U

BaJTFOTHBIX KPESIUTHBIX OTICPAITHi.

6. AHaNM3 W MPOTHO3WPOBAHUE BATIOTHBIX PUCKOB NPU MPOBEIACHHH OTepanuii Ha (POHIOBBIX U

BaJIIOTHBIX OMpIKax.

7. HeOmarompusTHas 5JKOHOMUYECKasi KOHBIOHKTYpPA U JICTIOBOM PUCK: aHAJIW3 W TPOTHO3HPOBAHHE.

8. 30HBI pucka u 0e3pHUCKOBBIC 30HBI KaK KaUeCTBEHHBIC XapPaKTCPUCTUKU CTEIICHU (YPOBHS) PHCKa

Y METOJI0JIOTHYECKOe 3HaueHe KprBoi JlopeHIa Ay1si mpOrHO3UPOBAHUS PUCKOB.

9. IIporHo3upoBaHKe PHCKa KaK COCTABHAs YacTh MPOIecca YIPaBICHUS PHCKOM.

10.ITporHO3MpOBaHNE PHCKOB COBPEMEHHBIX OW3HEC-CTPYKTYp M HX BIIMSHHEC Ha TIPUHSATHE

YIPaBICHUYECKUX PEIICHUN.

11.Ponbp mpOTrHO3MPOBAHMSI PHUCKA B peajM3alMd HEr3HTPONMUUHOTO MOJAXO0Ja K YIPaBICHHUIO
pYCKaM¥u COBPEMEHHOM (PUPMBEL.

12.OHTpOonUs KaKk Mepa HEYMOPSAOUYEHHOCTH SKOHOMUYECKOW CHCTEMBI M HEOOXOIUMOCTh

IPOTHO3UPOBAHUS PUCKOB.

13.Puck-MeHEKMEHT U IPOTHO3UPOBAHUE KaK (PyHKIIMOHAIbHAS 00J1aCTh COBPEMEHHOUN (PUPMBI.

14.TTporHo3upoBaHue pPHUCKOB KaK IMOJCHCTEMa CTPATETHYECKOro YIPaBJICHUS B YCIOBHSIX

ndposoit skoHOMUKH XXI| Beka.

15.Metoapl (hrHAHCOBOIO aHAIM3a B CUCTEME NMPOTHO3UPOBAHUS PUCKA: MMOKA3ATENHN JIMKBUIHOCTU

U TUIaTEXKECTIOCOOHOCTH.

16.Metoapl (MHAHCOBOTO aHaNIM3a B CUCTEME MPOTHO3MPOBAHMS PUCKA: MOKa3aTenu (hUHAHCOBOU
YCTOWYUBOCTU (PUPMBI.

17.CoBpemeHHasi mapagurma pUCK-MEHEDKMEHTa OW3HEC-CTPYKTYphl: MPOTHO3MPOBAHUE Kak

AJIEMEHT UHTETPUPOBAHHOTO PUCK-MEHEIKMEHTA.

ITIK-6 cnocoon

OCTh OLEHUBATD 3P (PEeKTUBHOCTH MPOEKTOB € YY€TOM (paKTOpa HeonpeaeTeHHOCTH

3HaTh

— BHJIBI HEOTIPEIETICHHOCTH U
pHCKa TP OIICHKE
3ppeKTUBHOCTH OU3HEC-

IIPOCKTA,

Ilepeuens meopemuueckux 60npocos K sauemy:

1. Cymnocts mnporHo3upoBanus. IIporHo3upoBaHue Kak HCXOAHBIM 3Tal  IUIAHUPOBAHUS
nesrenbHOCTH pupmbl. Kiaccudukarus MeTo10B IPOrHO3UPOBaHUSL.

2. Texnonorus noctpoeHus nporuosa. Ilporsosnas mojens. Omunbka MoIeIH U OIIHOKA IPOTHO3A.




CrpyKTypHBII

[Inanupyemsle pe3ysbTaThl

AJIEMEHT OneHouHbIE CpeICTBA
KOMIIETEHIINH 00yuenus

- METOAMKY y4yeTa OcTaTku MOJEeINu.

HEOTIpeIeIeHHOCTH 1 prucka nipu | 3. Kpurepun kadecTBa mporHo30B. TOYHOCTH MPOTHO3a U METOJIBI €€ OLICHKH.

orneHke 3¢pdextruBHOCTH OM3HEC- [ 4. CriocoObl o1leHKH TOYHOCTH nporHo3a. MAPE: Mozens, nHTepnpeTanus, pa3HOBUIHOCTH.

MIPOEKTOB; 5. Cnoco6bl o11leHKH ToYHOCTH MporHo3a. MAD: Mmozenb, uHTepnpeTanus, pa3HOBUAHOCTH.
6. CriocoObI O1leHKH TOYHOCTH nporao3a. MSE: Monens, naTeprpeTans, pa3HOBUIHOCTH.
7. Undopmanrionnsle KpuTepuu ImporHosa. JleranusupoBaHHas U TuOpuAHas HHPOpMaLUs.
OT4ETHOCTH U HKCIIEPTHOE BUACHHUE.
8. Merox crienapueB. Pa3paboTka BapraHTOB NpOTHO3a. [leCCHMUCTHYSCKUIT U ONITUMHUCTUYCCKHIMA
MIPOTHO3.
9. I'apanTHpOBaHHBIE OIICHKH PHCKOB M BO3MOXXHOCTH MPOTHO3UPOBAHUS B CTATHCTHYECKUX
MOJIEJIAX CTPAXOBaHUSI.
10.PuckoBble cuTyanuu Ha (GUMHAHCOBBIX pbIHKaX. CpaBHEHHE PUCKOBBIX CUTYyallUH.
11.YnpaBrieHnue puckoM ¢ TOUKH 3pEHHsI KIIMEHTA. YTIPaBI€HUE PUCKOM C TOUKH 3pEHHs CTPaxoBOM
OM3HEC-CTPYKTYPHI.
12.Mopnenn oObeMa PpUCKOBBIX CHTyalud B TIJIOOAJIBHOM HKOHOMHMKE KaK HMHCTPyMEHTapui
IPOTHO3UPOBAHMSL.
13.®opmymna IMomnavyeka- Xununka-beekmana. [Ipubmmkennas hopMyia BEpOITHOCTH PA30PECHHSL.
14.0060011eHHbBIe TPOLIECChl PUCKA IIPU HAIWYMM OOJBIIUX BBIUIAT U C MAKETHBIM MOCTYIICHUEM
CTPaxXOBBIX BBIILIAT.
15.Knaccuueckue npoueccs pucka co CiiydalHbIMH IIPEMUSMHU.
16.Mopenu u 3agaun Teopuu pucka. OCHOBHBIE 3a/1a4l TEOPUU KOJUIEKTUBHOIO PUCKA M I'PAHULIBI
IPOTHO3UPOBAHMSL.

— olleHUBaTh 3PPEKTUBHOCTD Ilpumepnvie npakmuyeckue 3a0anus 01a 3auema:

OU3HEC-TIPOEKTOB C YUETOM 3amava Ne .

VMeTh ¢baxTopa HeonpeneneHHoctd U | [To cocTosHUIO Ha KOHEll (PUHAHCOBOTO rojia BHEOOOPOTHBIE aKTHUBBI OM3HEC-CTPYKTYPhI COCTaBUIIN

pHCKa, BEIOUPATh U
UCIIOJIb30BaTh KPUTEPUU
s deKkTUBHOCTH OH3HEC-

875220 800 py6., oboporHele akTuBBl — 177 604 800 pyd., KpaTKOCpouyHBIE 00s3aTENbCTBA —
103 679 800 py6. O6wem mpojax 3a oT4eTHbINH nepuoy coctasui 1 437 740 500 py6. Onpenenutsb
k03 dumeHT 060paurBaeMOCTH aKTUBOB U OIIEHUTh (PMHAHCOBBII PUCK OU3HEC-CTPYKTYPHI.




CrpyKTypHBII

[Inanupyemsle pe3ysbTaThl

AJIEMEHT OneHoYHBIE CpEACTBA
KOMITCTEHITHH 00yuenus

IIPOEKTOB B ITPAKTUYECKOU

NESTETLHOCTH SKOHOMUUECKHX | 3amaua Ne 2.

arcHTOB; [lo cocrosiHuio Ha KoHel (PMHAHCOBOIO TIOJla MPOU3BOJCTBEHHBIE 3amachl OWU3HEC-CTPYKTYpPbI
coctapmm 115 478 900 py6., o0beM meduTopckoit 3amomkeHHocTH — 46 383 400 pyO., meHexHas
HaymmyHOCTh — 1 003 600 pyo6., kpaTkocpouHbie 00s3aTenbeTBa — 48 055 100 py6. OnieHUTH YpOBEHB
TeKyIlel TUKBUTHOCTU U (PMHAHCOBOTO pUCKa OU3HEC-CTPYKTYPHI.
3anaga Ne 3.
[TocTosiHHBIC 3aTpaThl OM3HEC-CTPYKTYPHI cocTaBisioT 2 587 120 py0., mepeMeHHBIe 3aTpaThl —
1500 py6./en. Ilena peamm3zanuu npoaykmnuu (6e3 HIC) — 2500 py06./en. Onpenenutb KPUTHIECKYIO
TOYKY IPOM3BOJICTBA M peanu3auu npoaykiuu. OLeHUTh YpOBEHb pUCKa OM3HEC-CTPYKTYpHI MPU
YCIIOBHH pealin3aiyu mpoaykiuu B oobeme 85 000 ex. /rox.
Ilpumepnvie ananumuueckue 3a0anus 01 3auema:
1. IIporHo3upoBaHMe Kak HETOYHAs HayKa, HEOOXOJMMOCTh IMPOTHO3HPOBAHUS PE3YAbTAaTOB U
PHUCKOB.
2. Ponb nmporHo3upoBaHus pucka B IPUHATHH PEIICHUH B c(hepe SIKOHOMUKHU.

— HaBBIKaMH HJICHTU(UKALUN 3. OcHOBHbIE HAYYHO-TEOPETUYECKUE MPENOCHUIKHA TPOTHO3UPOBAHUS, OLIEHKU U aHAIU3a PUCKOB.

(dakTopoB HeomnpeaeneHHOCTH U | 4. PUCK U puCKOBas CUTyaIMsi: BOSMOKHOCTH U MPOOJIEMbI IPOTHO3UPOBAHUSL.

PHUCKOB OM3HEC-TIPOEKTA; 5. HHOBallMOHHAs JEATENbHOCTh KaK MHCTOYHHMK PHUCKOB, BO3MOXKHOCTH HCIIOJb30BAHUS

Brazets - HaBBIKAMHM pacueTa ruOpuAHON UHPOPMAIUH.

nokasareneit 3pheKTUBHOCTH
OM3HEC-TIPOCKTOB C YUETOM
(hakTOpOB pHCKa U
HEOTPEeeIEHHOCTH

6. KHaCCI/I(bI/IKaHI/IOHHaH CUCTECMa PHUCKOB H €€ MCTOHOJOIHYCCKOC 3HAUCHHUC B CHCTCMC
IMPOIrHO3UPOBAHUA.

7. Metoast TCOPHUU UTP U BOSMOKHOCTH UX UCIIOJIB30BAHUA B dHAJIN3C PUCKOB.

8. Metoast ACpeBa pemeHHﬁ: BO3MOXHOCTH Pa3BUTHA UHCTPYMCHTAPUA pPUCK-MCHCIPKMCHTA.

9. Metoasl aHanIu3a YYBCTBUTCIIbBHOCTU: BO3MOXHOCTH Ppa3BHUTUA HWHCTPYMCHTAPpUA PUCK-
MCHCIPKMCHTA.

10.Bo3mokHOCTH METO/1a aHAJIOTHUI B I/IIICHTI/I(I)I/IKaI_II/II/I, OLICHKC U aHAJIN3C PUCKOB.

11.Pa3Burne HHCTPYMCHTApPUsA OLCHKH PHCKOB HA OCHOBC MCTOJOB TCOPHUU BCPOHTHOCTCﬁ )4




CrpyKTypHBII
JJIEMEHT

KOMIICTCHII U

[Tnaaupyembie pe3ynbTaThl
00y4eHus

OneHouHbIE CpeICTBA

MaTEeMaTHYeCKON CTATUCTUKH.

12. lensuiickuii METOI ¥ HEOOXOAMMOCTh TIOJI00PA IKCIIEPTOB.

13.BTopuuHbIe pUCKU KaK (haKTOp HEOTIPEIEICHHOCTH B YIIPABICHUN PUCKOM.

14.TTporHo3upoBaHue pucka Ha OCHOBE TEOPUU HEYETKHX MHOKECTB.

15.HeraHTponus Kak XapaKTepUCTHKA U Mepa yIOPsI0YEHHOCTH SKOHOMUYECKUX CUCTEM.

16.Ponp yrpaBiieHYeCKOH IEeSITeTbHOCTH B PEeATM3alii HErSHTPOITMHHOTO TIOX0/1a K YITPABICHUIO
pUCKaMU COBPEMEHHOU (PUPMBI.

17.OHTponus Kak Mepa XaOTUYHOCTH, HEYNOPSJA0YEHHOCTH OSKOHOMHYECKON CHUCTEMBbI U
HEO0OXO0IMMOCTD YIIPaBJICHUS PUCKAMHU.




6) HOpHI[OR NMpOBEACHUA HpOMe?RyTO‘IHOﬁ aTTeCTalu, II0Ka3aTeJim " KpPpUTEpHUHU
OICHUBaAHUA:

[Ipomexyrounas arrecrauus 1o gucuuiuiiHe [IporHosupoBaHue pucka B Ou3HECE
BKJIKOYACT  TEOPETUYECKUE  BOIPOCHI,  IIO3BOJIAIOLIME  OLECHHUTH  YPOBEHb  YCBOCHUSA
O6yT-IaIOIIII/IMI/IC$[ 3HaHHfI, IMMPAKTUYCCKUC 3adaHHs, BBIABJIIOIUNUE CTCIICHDb Cq)OpMHpOBaHHOCTH
YMEHHUH M BIIAJICHUH, TPOBOAUTCS B (popMme 3aueTa.

3auer Mo AAHHOW NUCIMILIMHE MPOBOIUTCS B YCTHOH (opMme mo OujeraMm Jyisi 3adera,
KaXKIbIH U3 KOTOPBIX BKIIIOYAET 1 TeopeTHuuecKuil BONpoc U 1 mpakTuyeckoe 3a/laHue.

IToka3aTenu U KpUTEPUH OLICHHBAHUSA 3a4eTa:

- Ha OIICHKY «3a4YTE€HO» — MAarucCTpaHT JOJDKEH II0Ka3aTb, IO KpalHEed Mepe,
MIOPOTOBBIM ypOBEHb C(HOPMHUPOBAHHOCTH KOMIIETEHIMH, T.€. MOKa3aTh 3HAHUS Ha YpOBHE
BOCIIPDOM3BENEHUSI U OOBACHEHUS HH(OPMALNK, HHTEIIEKTyalbHbl€ HAaBBIKM PELICHUS
MIPOCTHIX 3aJa4.

- Ha OLICHKY «H€ 3a4TEeHO0» — MAruCTpaHT HE MOJKET II0Ka3aTb 3HAHUSA HA YPOBHE
BOCIIPOM3BE/IEHUSI U OOBACHEHUS MH(pOpMallMK, HE MOXET MOoKa3aTh HHTEIJIEKTyalbHbIE
HAaBBIKU PELIECHUS MTPOCTHIX 3a7ad.



